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Hukonaw MNMoparysos +7 495 783-5673

CTpaTerns BHyTPeHHEro pblHKa

Bo BTOpHWK KOTMPOBKK pybrieBbIx obGnurauunii octaBanucb nog AasneHmeM. Hanbornee akTMBHblE NPOAAXM NPOUCXOANNU
B NEepPBOIN MOMOBUHE AHA M ObINU COCPenoTOYeHbl B OCHOBHOM B MepBOM 3llenoHe. KoTUpoBKM BbinyckoB asnpom-9,
JNIYKOWN-4, PCXB-3, ®CK-3, PX[]-6 no utoram Toprosoii ceccun cHmaunuck Ha 0.1-0.3 n. n. BmecTe ¢ Tem, o6bembi
TOProB OCTAKTCH HEBLICOKMMM, N OCHOBHAsi Macca MHBECTOPOB MPEANOYMTAET MOKA COXPaHSiTb CBOM NO3UNLIMU.

B cermeHTe Gonee goxodHblx obnuraumii OTMETUM [OBOSBbHO aKTUMBHbIE NpoAaxu Bbinycka baHk Pycckun CtaHpapTt-8,
KOTMPOBKU KOTOPOro BYepa cHuannucek Ao 99.0, pacwmpme cnpag k kpueon goxopHoctn OP3 go 407 6. n. OTmeTnm,
OfjHaKo, YTO C KOHUa masi crnpaj pybneBbix MHCTpyMeHTOB baHka Pycckuii Ctangapt k O®3 yBenumuunca B cpegHem
Ha 150 6. n., Torga Kak paclmpeHve cnpagoB eBpoobnuraumi atoro ammteHTa k KO CLUA coctaBuno okono 250 6. n.
Taknum 06pa3om, B HbIHELLIHUX YCIOBUSIX MOXHO OXMaaThb, YTO Npodaxu pybnesbix obnuraumin 6aHka npogormKkaTcs.

Cnpoc Ha [onroBble WHCTPYMEHTbl TaKKe COXPaHAeTCHd M UCXOOWT B OCHOBHOM OT YMpaBnsOLMX KOMMaHWA,
KOTOpble MO-NpEeXHeMy pacrnonaratoT CBOOOAHBIMU [AEHEXHbIMU CpeacTBaMy Ansl MHBECTUpoBaHus. [MpegnovteHuve
oTAaeTcs KOPOTKMM obnuraumsm BTOPOro-TpeTbero 3lenoHa. B 4acTHOCTU, BO BTOPHUK ObifiM OTMEYEHbI MOKYMKM
B Bbinyckax Mas-cpmHaHc-1, T Konenka-3. Micxogs M3 COOTHOLLEHUS KPeAUTHOE KavyeCTBO-0OXOAHOCTb, CPean KOPOTKUX
obnurauui Takke MOXHO 00paTuTb BHUMaHuMe Ha Bbinyckn TMK-2, TMK-3, [Hanbcesasb-3, LleHTpTenekom-5,
Cwubunpbtenekom-6, TIK-6, ABTOBA3-3.

CMaBHbIM COGBLITMEM CErofHSAHEro AHA Ha pybneBoM pbiHKe obnuraumin ctaHeT ayKumoH no npogaxe 10-netHnx OP3
B o6beme 20 mnipg py6. HanomHum, 4to 06bem pasmelleHus 6bin yBenuyeH ¢ 12 go 20 mnpa py6. 3a cHeT yMeHbLUEHWS
06beMOB 3aMMCTBOBaHUI B YeTBepTOoM kBapTane 2007 r. Ha Haw B3rnsg, nNpu HblHELWHEN PbIHOYHOW KOHBLIOHKTYpEe
MuHucTepcTBy chuHaHCOB OyAeT HEMPOCTO pa3MeCcTUTb CTOMb KPYMHbIA 06bEM [OMNrOBbIX MHCTPYMEHTOB. Bo BTOpHMK
KOTMpOBKU Bbinycka OP3 46021 Haxoounucb noA AaBrneHuMeM, U ero AOXOAHOCTb MO UToram AHsi Bbipocna Ao 6.46%.
Mo HaweMy MHeHUI0, NPefoCTaBNeHMe CrMLLKOM GOnbLUOW MpeMun B Xode ayKLMoHa, YTobbl pa3mecTntb BeCb 06beM
obnurauyun, 6bino 6bl HeuenecoobpasHbiM. Ckopee Bcero, npemusi coctaBuT 2-4 6. n. (goxogHocTb A0 6.50%),
1 peanusoBaHo OyaeT OKOMO MOMOBUHLI 3anfaHnpoBaHHOro obbema Bbinycka. OcTaBwyocs Yactb OP3 moxHO Bynet
pasMecTuTb B XOA4e AOMONHUTENbHBIX eXXeHeaAeNbHbIX ayKLMOHOB.

Hukonadi Noday308
TenegpoH: 783 5673

Cnpagbl o6nurauun BaHka Pycckun CtaHaapT Kk kpuBbiM goxogHocTn O®3 u KO CLUA

Cnpag, BeImycka BaHk Pyccksd CTaHEpT-S K spueod 00
Cnpag, BeImycka Bank Pycckdd CTaHIERT 11 K MpME0H JoosogHocTH KO GLLA,
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Hukonaiu MNMoparysos +7 495 783-5673

CTpaTerMﬂ BHeLWHero pbiHKa

CuTyaums Ha MexayHapoaHbIX pbliHKaxX JOMroBbIX 0653aTENbCTB BYEPa YXyALUMIACh: NOSBUNMUCL HOBLIE MNOATBEPXKOEHMS
TOro, YTO KPU3UC Ha pbiHKE MMOTEYHbIX LeHHbIXx Bymar obocTpsietcs. ®upma Sentinel Management Group Inc.,
B ynpaeneHun kotopon Haxogutca USD 1.6 mnpa., Byepa obbsBuna o BpeMeHHOM npekpalleHnn Bo3BpaTa CPeacTB
KITMEHTOB, MOCKONbKY KpM3UC Ha mnoTeyHom pbiHke CLUA He nossonsaeT npogaBaTb akTuMBbl 6€3 OrpOMHbIX NOTEPb.
MHorve xemx-cpoHabl TpeOytoT yBedoMieHMs O Bo3BpaTe pgeHer 3a 45 pgHel. YToObl BbIBECTM CBOM CcpeacTBa
[0 OKOHYaHWsi TPETLEro KBapTana, MHBeCTopam notpebyeTca coobwmTb 06 3TOM ynpaBnsoWMM KOMNaHWAM 4O KOHLA
cerogHslwHero aHA. COOTBETCTBEHHO, Ha 3TOW Heaene MOryT MosSIBUTLCSt oMepeHble HeraTuBHbIE HOBOCTU O COCTOSIHWM
xemx-cpoHaoB. Elle ogHo HebnaronpusaTtHoe coobuieHne noctynuno n3 KaHagbl. KpynHenwmn HeGaHKOBCKUA AMUTEHT
obecneyveHHbIX akTMBaMu KoMMepyeckux Bymar BTOpOW pa3 3a [Ba [OHsi 9KCTPEHHO MpMBIEKan CpeacTBa, MOCKOMbKY
MHBECTOPbI HE BbIKYNUIN BeCb 006beM Bekcenen, Heobxoammblii Ans pecpuHaHCUpoBaHus ero gonra.

OcHoBHble oHaoBble uHaekebl CLUA n EBponbl BO BTOPHMK PE3KO ynanu — MHBECTOPbLI CnewaT nepenoxuntb cpeacraa
B HauMeHee pucKkoBaHHble akTuBbl. Pannu kotnposok KO CLUA npogomkanock, JOXOOHOCTb ABYXJIETHUX Ka3HAYeNCKUi
06sA3aTensCTB cerogHsa yTpom coctaensna 4.33%. MHBecTopbl cokpallalT no3vumMn 1 B obnvraumsax pasBrBatoLLMXCS
pbiHkOB. CoBokynHbI goxoa EMBI+ ymenbwunca Ha 0.43%, a cnpag wHaoekca k KO CLUA pacwwupunca Ha 10 6. n.
KoTvpoBkM WHAMKATUBHOrO CyBepeHHOro Bbinycka Poccua 30 B KOHUe BuYepawHero AHsA cHuaunmucb o 110.0;
ero cnpag k KO CLUA npu atom yBenuuunca go 133 6. n., n Ans HEKOTOPbIX YYaCTHUKOB PbiHKA TaKOW YPOBEHb MOXET
ObITb npuBnekatensHelM. C Opyro CTOPOHbI, CUTyaLUusi HA MUPOBbLIX [OOMTOBLIX pbIHKAX BCe elle HecTabunbHa,
N BEPOSITHOCTb MOSIBMEHUS OYepPefHbIX HeraTMBHbIX HOBOCTEN [OBONIbHO BhbICOKA. B CBSI3M C 3TUM Mbl 0XMAAeEM
AanbHenLwero pacwmnpeHns cyBepeHHoro cnpaga ewe Ha 10-15 6. n. n pekomeHayem nHBeCcTopam BO34epXaTbCH OT ero
MOKYMOK Ha TEKYLUUX YPOBHSIX.

Hukonadi Nodey308
TenegpoH: 783 5673
Hapau3z Cadbixosa

TenegpoH: 258 4356

14 aBrycta Canbpgo Toprosoro 6anatca, USD mnpa NIOHb 16:30 -61.0 -58.1 -59.2**
WLIM ¢ yyeToM LieH Ha 3HEPrOHOCUTENM W NPOAYKTLI MUTAHMS (M3MEHEHMe K . 0 o 99
pedblAyLLey MecALly) ntonb 16:30 0.2% 0.6% 0.2%
MLIM 6e3 yyeTa LieH Ha 3HEProHOCUTENM M NPOAYKTHI NUTAHUS (M3MEHEHWe K . o o o
peblayLLIEMY MecALly) Nonb 16:30 0.2% 0.1% 0.3%
VLM ¢ y4eTOoM LieH Ha SHEPrOHOCUTENN W MPOAYKTbI NUTaHNS (M3MEHEHME K . g g 9
avanomaHomy nepuoay 2006 ) b 16:30 3.4% 4.0% 3.3%
WLIM 6e3 yyeTa LeH Ha 3HEProHOCUTENM M MPOAYKThI NMUTAHUS (M3MEHEHWe K . 0 0 0
aHanorHomy neproay 2006 r.) ntonb 16:30 2.5% 2.3% 1.8%
MHAeKe aSKOHOMWUYECKOro onTUMKUama Mo AaHHbIM IBD/TIPP asryct 18:00 47.0 495 48.2

15 aBrycra VHpexc yBepeHHocTv noTpebuteneit ABC 13 aBrycra 1:00 -8 -11.0 -9
Egﬂg:emc)TBo obpalLieHui 3a MoNyYeHneM UNOTEYHbIX KPeaUToB (MI3MEeHeHIe 3a 11 arycra 15:00 ) ) 8.1%
WML ¢ y4eToM LieH Ha 3HEProHOCUTENM U NPOAYKTHI MUTaHUS (MI3MEHEHE K . )
npeabIaYILEMY MecALY) nonb 16:30 0.1% 0.2%
WML 6e3 yyeTa LieH Ha 3HEProOHOCUTENN W NPOAYKTLI NUTaHMs (M3MEHEHMe K . o ) 0
peIblAyLLIEMy Mecsy) ntonb 16:30 0.2% 0.2%
WML, ¢ y4eToM LieH Ha SHEProHOCUTENM U NPOAYKTHI MUTaHUS (MI3MEHEHME K . 0 i o
aHanornyHomy nepuogy 2006 r.) vione 16:30 24% 2.7%
WML 6e3 yyeTa LieH Ha 3HEPrOHOCUTENN W NPOAYKTbI MUTaHMS (M3MEHEHME K R 16:30 229 ) 229

aHanornyHomy nepuogy 2006 r.)

Ba30BbIit MHAEKC NOTPEBUTENBCKUX LIEH (C Y4ETOM CE30HHbIX KonebaHui) nosb 16:30 - 2104
WML ¢ y4eTOM LieH Ha 3HEProHOCUTENM W NPOAYKTLI NUTaHMs (6e3 yyeTa :

CE30HHBIX KONeBaHu) ) ntonb 16:30 208.4 - 208.4
VIHAeKC yBEpPEHHOCTM B MPOMBILLNEHHOM CekTope wTata Hito-/opk aBryct 16:30 18.0 - 26.5
O6Bem NpoMbILLNEHHOTO NPOM3BOACTBA (M3MEHEHME K NpeablayLemy Mecsly) nonb 17:15 0.3% - 0.5%
O6bem 1Cnonb3oBaHUs NPON3BOACTBEHHBIX MOLLHOCTEN nosb 17:15 81.7% - 81.7%
WHaekc 4enoBoi YBEPEHHOCTM B CEKTOPE XWIMLLIHOMO CTPOMTENLCTBA aBryct 21:00 23 - 24

* Tlo MOCKOBCKOMY BpPEMEHM.
** TepeCMOTPEHHOE 3HaYeHe.

McTounmk: Bloomberg

EMBI+ Global 408.6 -0.43 0.020 0.33 215.0 10.0
ApreHTuHa 96.1 -3.34 1.38 244 460.0 30.0
Bpaaunus 597.0 -0.40 0.030 2.89 197.0 8.00
Bonrapus 649.9 0.23 -0.60 214 95.0 9.00
Mexcuka 355.4 -0.17 0.060 1.77 122.0 9.00
Poccus 453.9 -0.19 -0.33 1.03 130.0 7.00
IOAP 146.0 -0.050 -0.13 2.34 124.0 10.0
Typupsi 268.1 -0.26 0.26 3.64 219.0 8.00
YkpauHa 2215 -0.040 0.49 1.47 211.0 5.00

McToynmk: Bloomberg



Anekcen Mouceee +7 495 258 7946

CTpaTerns BanOTHOIO pbiHKa

B xope ToproB Ha BaniOTHOM pblHKE BO BTOPHWK AoOnnap NPOAOIKMM yKpennATbesa. Kypc amepukaHCKOn BanioThbl
OTHOCMTENbLHO eBpo onycTunca Hmwke 1.35, a Kypc Kk aHrnuinckomy ¢yHTy GanaHcvMpoBan BhnepBble 3a [O0Nroe Bpems
okasancs Hwke ypoBHa 2.00. Cnpoc Ha pJonnapbl Kak rfaBHYlO pe3epBHYI0 BanioTy SBMASETCS ele OOHUM
NoATBEPXAEHWEM TOro, 4YTO O MPEOAONeHMn Kpu3uca Ha MUPOBOM [ONTOBOM pbIHKE T[OBOPUTbL MOKa paHo.
Ha doHe BO3MOXHOrO YCUMEHUS HEMpUSATUS pUcKa CMpOC Ha aMepuKaHCKyl BamioTy B Grnvxanwee Bpems MOXeT
COXPaHUTLCH.

B ycnoBuKsax NoBbILLIEHHOrO crnpoca Ha Jonnapbl MPOUCXOAUT U HEKOTOPOe ocrnabrnexve pybns — 3a nocrnegHue ABa AHSA
€ero Kypc OTHOCUTESNbHO amepuKaHCKoW BanoTbl cHuaunca Ha 10-15 koneek. Kpome Toro, B CBSA3M CO CHWDKEHMEM
OXMOAHWUA yKpenneHus pybns B KpaTKOCpPO4YHOM nepcrnektnBe dopma kpuBon NDF cTaHoBuTCS BCe Goriee MiockoMn.
3a nocnepgHo Heaernto CTaBkM LWecTUMecsYHbIX KoHTpakToB NDF Beipocnu noutu Ha 40 6. n. 1 kK HacToALWEMY BPEMEHHN
NOYTM CPaBHSINUCH C JOXOAHOCTLIO KOPOTKUX BbiMyckoB OD3.

B nepBbIt AeHb nocne nosbiweHns baHkoMm Poccum NpoLEHTHBIX CTaBOK MO Aeno3ntam CPOKOM Ha OAMH AeHb Ha 25 6. n.
CTaBKM [EHEXHOro pblHKA HECKOMbKO BbIPOCMM, YCTAHOBMBLUMCH Ha YypoBHe 2.75-3.75%. OpHako ctaBku PEMNO
noka He oTpearmpoBarnm MoBbILLEHWEM HU Ha peLUeHWe PerynaTopa, HM Ha yXyALlaroLmecs ycrnosus pedHaHCcMpoBaHms
Ha BHeLWHWX pbiHKax. lMpueneys peduHaHcupoBaHue nog 3anor OP3 moxHo no craeke okono 4.0%, a cToumocTb
doHanpoBaHusa nog obecneveHne obnuraunsamy NepBoro-BTOpPoOro allenoHa Bapbupyetcs B AgnanasoHe 4.5-5.0%.

Hukonadi Noday3o08e
TenegoH: 783 5673
Hapzaus Cadbixosa

TeneghoH: 258 4356

13 aBrycta epmanus MHoekc onToBbIX LieH (MI3MEHeHNe K npeaplayLyemMy Mecsiy) nonb 10:00 0.2% 0.4% 0.1%
WHpeke onToBbIX LieH (M3MeHeHWe k aHanornyHomy nepuopy 2006 r.) Nonb 10:00 2.3% 2.6% 1.9%
BanoBoil BHyTPEHHWA NPOAYKT (NpeaBapuTenbHOe 3HaYEHMe C y4eTOM . 0 0 o
CE30HHbIX konebaHuii, u3MeHeHWe K npedblayLyemy ksaptany) ki 10:00 04% 0.3% 0.5%
BanoBoil BHyTPEHHM NPOAYKT (NpeaBapuUTenbHOe 3HAaYEHe C Y4eTOM

14 aBrycta epmanus

KonnyecTsa paboumx AHeN, n3MeHerme Kk aHanornyHomy nepuopy 2006 2 ks. 2007 10:00 2.8% 2.5% 3.6%
r.)
BanoBoit BHyTpeHHU NPOAYKT (MpeABapuTensHoe 3HadeHue 6e3 yyeta . 0 0 o
Ce30HHbIX konebaHui, n3meHeHue k aHanornyHomy nepuogy 2006 r.) 2 k8. 2007 10:00 2.8% 2.5% 3.3%
OpaHumns  Cuet Tekywux onepauuii, EUR mnpg NIOHb 10:45 - 2.0 24
WHpeke noTpebutensekux LieH (MI3MeHeHe K npeaplayLlemy Mecsiyy) nonb 10:45 -0.2% -0.2% 0.1%
glggg»ﬁc) noTpebuTenbCKIX LiEH (M3MEeHeHMe K aHanorMyHoMy nepuogy I 10:45 1.2% 11% 1.9%
['apMOHM3MPOBAHHbII MHAEKC NOTPEBUTENBCKNX LieH (MI3MEHEHME K . 099 20 o
npembiyLLIeMy MecALlY) Nonb 10:45 0.2% 0.3% 0.1%
[apMOHN31POBaHHBIiT NHAEKC NOTPEBUTENBCKIX LiEH (M3MEHEHNe K . g . o
awanorvuHomy nepuogy 2006 r) nonb 10:45 1.3% 1.2% 1.3%
EC E:;‘Ip(?rz(;v}l/)BHyTpeHHVIVI npoaykT EBPO30HbI (M3MEHeHHe K npeablayLiemy 2 k@, 2007 13:00 0.5% 0.3% 0.7%
BanoBoit BHyTpeHHWi NpoayKT EBPO30HbI (M3MEHEHIe K aHanornyHoMy . 0 0 o
nepvoay 20061, 2 k8. 2007 13:00 2.8% 2.5% 3.1%
O6bem NPOMBILLIEHHOTO NPOM3BOACTBa No EBpo3oHe (C yyeTom . 0 0 ok
Ce30HHbIX konebaHuit, M3MeHeHme K npeablayLeMy MecsiLly) VIOHE 13:00 01% 01% 1.0%
O6bem NpoMbILLNEHHOr0 NPON3BOACTBA Mo EBPO30He (C y4eTom
KonnyecTea paboumx AHeN, U3MeHeHue K aHanornyHomy nepuogy 2006 NIOHb 13:00 2.3% 2.3% 2.6%*

r.)

* Tlo MOCKOBCKOMY BPEMEHMU.
** TepeCMOTPEHHOE 3HaYeHe.

McTounmk: Bloomberg

Metp MNpuwwuH +7 495 258-7789

HVI)KHeKaMCKHe(*)TEXVIM - CI)VIHaHCOBbIe pe3ynbTaTbl 3a nepBoe nonyrogue

HwxHekaMmckHedTexum onybnukoBan ¢puHaHCOBble pesynbTaTbl 3a MepBOE MOMNYrogvMe Mo POCCUMCKUM CTaHgapTam
yyeta. Mbl ncnonbdyem 3Tu nokasaTenu ONA aHanv3a, HECMOTPS Ha pas3HOYTEeHVMS B AaHHbIX OT4yeTa O NpubbInu
n ybbitkax no PCBY n MC®O (xota cBegeHust o6 ypoBHe ponra B Lenom coBnagatoT). Mo cpaBHeHMIO C nepBbiM
nonyrognem 2006 r. Bbipy4ka B AOMMapoOBOM BblpaxeHun Bbipocna Ha 33%, B ocHoBHOM 6narogaps pocty Ha 12%
3KCMOPTHBLIX MOCTABOK CUHTETMYECKOro Kaydyka, cTupora u MoHoaTuneHrnukons. CebectoumocTb peanusaumun
yBENMYMNacb M3-3a MOBLIWEHUS LEH Ha MPSMOrOHHbIN OGEH3WH (KOoTopble AOCTUIMM UCTOPUYECKOrO MakcMMyMa
B mae 2007 r.), 4TO MPMBENO K CHWXEHWIO BanoBon peHTabenbHOCTN Ha 4 n. n. Ao 22%. Tem He MeHee, peHTabenbHOCTb
EBIT, HanpoTuB, yBennuunace Ha 2 n. n. Ao 15%.

B nepson nonosuHe 2007 r. HKHX nomHocTbio nmoracun aea 3amma, nonydeHHbix B Citibank, Ha obwyo cymmy
USD99 MnH (cpok noraiueHusi 3anmcTeoBaHuin Hactynan B 2009 r. n 2012 r.), a Takke COKpaTU OCTaTOK 3a40/MKEHHOCTH
no KpeguTy, rapaHTUpoBaHHOMY JkcumbaHkoM, Ao USD12 mnH. O6bem BHebGanaHcoBbix 06583aTENbBCTB KOMMAHUU
coctasnset scero USD22 mnH. MpuHMMasa BO BHWMaHWe Tekyllee PMHAHCOBOE COCTOSIHWE MPeanpusaTus, BeposiTHoe
cooTHoLeHne CosokynHbln gonr/EBIT no MC®O (Ha ypoBHe 3-4), a Takke AEHEXHYI0 NO3NUMIO B MEPBOM MONYyroamm
B pa3amepe USD45 mnH, Mbl cuMTaem, 4YTo noralleHune Bbinycka pybnesbix obnurauu HKHX-3 B Havane cneayoulero
mecsua Ha cymmy USD78 MNnH He BbI3OBET Y KOMMaHWM Cepbe3HbIX 3aTpyaHeHui. B atom v cnegylowem rogy nukos
pedurHaHCpOBaHNA He OXuaaeTcs.

MapuHa AnekceeHkosa
TenegpoH: 783 5653
PuHnam KupdaHb
TenegpoH: 258-7770 x4614
Memp puwuH

TeneghoH: 258 7789



HKHX: peaynbTaTthl 3a nepBoe nonyrogue no PCBY

UED iy, B0 WE WES2800 LHOE 1 mon. 207 1 mn. 2006 1 mn. 2007
k1 mon. A6

BripyHka 1104.00 533 .46 32.5%
Banogan peHTabelbHOCTE 22.4% 25.7% Aa3nn.
EEIT 160 .54 105 .49 S2%
PenTabenbHocTs EBIT 14.5% 12.7% +1.5n.n.
MpOUEHTHEIE pacxoel 1465 14.75 -0.7%
EBITMpoUsHTHEIE paco ikl 10.43 714 HL

1 mn. 207 200G 1 mn. 207 k 2006
COEOKYMHBIA gonr S00 495 493 23 1.6%
COEOKYIHEIA A0NREBIT [3HHY3NHIMpOEIHHEA] 16 23 HL

Hetounnm: AAHHE B B0E NAHHN, SUSHES Penecoanc Kann tana

UtanbsHckue CMU coo6watoT o rotoBHOCTU Enel npuo6pecTn KOHTponbHbIN nakeT akumn OMK-5

laseta Corriere della Sera coobwmna B4epa, 4to komnaHusa Enel nnaHvpyet yBenuunte coto gonto B OIK-5 ¢ 29.99%
noytn Ao 70%. CornacHo coobueHunio rasetbl, Enel yxxe notpatnna Ha npuobpeterne akuni OMK-5 USD1.8 mnpa
n rotosa 3annatutb ewe USD2.2 mnpa. Komnanna Enel npuobpena csoi nepBoHayvanbHbli 25%-Hein naket B OMK-5
no ueHe aykumoHa USDO0.17 3a akumto (npumepHo USD670 3a KBT yCTaHOBNEHHOM MOLLHOCTM), YTO 3HAYMTENBHO Bbille
TeKyLLeln pbIHOYHOW LeHbl akuuin OIK-5 Ha ypoeHe USDO0.155. CambiM NpoCTbIM MyTeM ANS NOyYEeHUS MaKOpPUTapPHOro
naketa pana Enel saBnsetcs, Ha Haw B3rnsg, npuobpeteHne 25%-Howm rocypapcTBeHHon gonm B OlK-5
(BOMpoc 0 npogaxe KOTOPOK cenvac akTMBHO obcyxaaetcs) nocne otaeneHust ONK-5 ot PAO ESQC, 3annaHupoBaHHOro
Ha TpeTbe ceHTAbps. YuntbiBas, 4to Enel kynuna akumm OINK-5 no aykumonHHow ueHe USDO0.17 3a akuumio, Mbl nonaraem,
4YTO rocyfapcTBO He YCTYNWUT CBOLO oMo Mo Gonee HM3kon LeHe. BoamoxHbi nepexoq OIMK-5 nog koHTponb komMnaHwum
C KPEAMTHBLIM PENTUHIOM Ha ypoBHe A1 SBNSeTCs NOnoXuTenbHbIM hakTopoM Ansa cnpagos obnuraumn OrNK-5.

Lepek YusuHe

TeneghoH: +44 795 822-9167
Badum Bopoxos

TenegpoH: 258-7770 ext 4344
Hapeausz Cadbixosa

TenegpoH: 258 4356

NnkBungHocTb
OcTaTkv CpefcTB Ha Kop. cueTax KpeauTHbIX opraHuaaumil B LI PO (no P®), mnpa py6. 4241 4401 -16.0 4
OcTaTku cpeacTs Ha Kop. cyeTax kpeauT. opr. B LI P® (Mockosckwit pervoH), Mipa pyo. 284.5 3028 -183 ¥
OcTaTkv AeHeXHbIX CPEACTB KPeauT. Opr. Ha Aeno3uTHbIX cyeTax B LIb PO, mnpa py6. 505.2 513.2 -8.00 4
Canbgo onepauuii LI P9 ¢ 6aHkoBckum cektopom, Mipg pyb. 18.6 370 -184 B
3onoToBantoTHble pesepsbl Poccuiickoit Pegepauun, USD mnpa 416.8 417.3 -0.50
[leHexHas Macca, Mipg pyo. 3577.6 3575.9 170 %
Crasku no kpeauty "overnight” (% rogosbix) * 2.75/3.75 25/3.0 Hig -
EUBOR - 6 mecsiLeB 4.57 456 0.0056
LIBOR - 6 month 540 540 -0.0013 g
MosPrimeRate - 1 mecsL - % rogosbix 4.28 4.28 0.00 -
MosPrimeRate - 2 mecsua - % rogoBbix 4.54 453 0.0100 4
MosPrimeRate - 3 mecsiua - % rogosbIx 4.73 475 -0.020 4
MosPrimeRate - 6 mecsiua - % rogosbix 5.20 519 0.0100 4
AykumorHoe aopasmeltierne OBP - cpeaHeBsBelLeHHas cTaBka (% ropoBbIx)** 4.22 423  -0.010 4
IMpsimoe PEMO cpokom Ha 1 AeHb - cpeaHeB3BeLLeHHas ctaska (% rogosbix)*™ 6.08 6.08 0.00 -
[Mpsivoe PEMO cpokom Ha 1 aeHb - 0bbem caenok, Mnpa py6.** 0.81 0.13 0.68 %
EUR/USD 1.3535 1.3604 -0.0069 4
OdpuupanbHbiin kype EUR/RUB (LIB PO) 34.7413 348325 -0.091 &
Odpmumansblit kypc USD/RUB (LIB P®) 25.5319 254661  0.066 i
O6bem Topros Ha BantoTHOM pbiHke (MMBB) — pacyeThl ¢ NocTaBKoi «ceroaHs» - B MH. gonnapos CLUIA 860.4180 8782110  -17.8 #
O61bem Topros Ha BanioTHoM pbiHke (MMBE) — pacyeThl ¢ NocTaBKol «3aBTpay - B MiH. Aonnapos CLUA 2,336.4190 1,838.3750 4980 .4
BecnoctaBoyHbIl hopBapaHbii koHTpakT RUB/USD, % craska (180 gHen)* 468/4.9 4.82/4.88 Hig -
O61bem TOproB KOPNopaTUBHbIMK 1 MyHULMNANbHBIMY 0Bnuraumsmm (Bkniodast PMC), mnpa py6.* 9.70 8.20 150 %
061bem GMpkeBbIX TOProB (CyBepeHHble pybreBble 3aumMcTBOBaHMS), MIpA py6.* 142 267 124 »

*[laHHblE 33 NOCMNESHMIA TOProBbIN A€Hb.
** TMo utoram aykumoHa 3a 30.03.2007.
***[o utoram aykuyoHa 3a 09.08.2007. Jata ocpeptbl - .



CblpbeBble TOBapbI

W3meHenue | U3m.3a Hepento, W3m.3a mecsi, W3m.3a Tpu Mecsita,  C Hayana roaa no CeroAHsIHWA AeHb,
0 0, 0, 0,

Mokasatens Ep.msm.  LleHa

_ % _ % _ %
HedTb
BRENT USD/6pn 70.5 0.97 -0.11 -11.4 4.60 17.3
URALS USD/6pn 68.7 0.50 -1.12 -10.6 8.00 229
WTI USD/6pn 724 1.06 -0.060 -2.10 15.9 18.6
Metannsi
AntoMUHMIA USD/r  2489.3 -1.61 -4.39 -9.20 -1 -12.1
3onoTo USD/yHy.  667.6 -0.27 -1.11 0.20 -0.70 5.00
Hukenb USD/T 27 300.0 -0.55 -5.54 -16.3 443 -18.1
Cranb (XonoaHblit npokar) USDir  660.0 - - 7.30 4.80 13.8
Cranb (ropsyuit npokar) USD/T  590.0 - - 7.30 4.40 16.8

MHpekc py6neBbiX KOPNOPaTUBHbLIX U MyHULMNanbHbIX obnuraumn PK

MHaen:
129 j-f' —
126 __,..r"‘"’ Wl
123
L~
120 ==
L™
o o [fu] [in] = = == = = =
[} = = = = = = = = =
[} o} o} [} = o} o} [} = o}
g ™ & ™~ X & 3 ™~ ™ &
o = -— (o] [a] [ar] =+ Lo i [y
=] = - - =] =] =] =] =] =]
[ p] an] — [ — - o L] an] o
— — [} [} [} [} — — — —
MHpekc kopnopaTuBHbIX eBpoobnurauum PK
WMHpekc
124
122 1",m,.-------—f'-/-ﬂl JNU"*'"“. ‘l'l“'r
1500 fﬁm'jf
112 s
r
116
'H
o [fu] [in] [in] [y [ [ [ [y [y
] ] ] ] [ [ [ ] [ [
[} [} [} [} [} [} [} [} [} [}
& ™ ™ 4 & ™ 5 = 4 i~
o o} — [} — [ar) =+ e o [y
=1 - - - = = =1 = = o
o o} 0o [} o — =+ L} [} w
-— (] (] (o] (] ] (] -— — -—



[doxogHocTb py6neBbix obnuraumn

03 25057 103.70  0.00 589 -0.16 - - 225  20.01.10 740 40817 -  BBB+/Baa2/BBB+
003 25058 10099  0.00 497 -053 - - 0.70  30.04.08 6.30 40655 -  BBB+/Baa2/BBB+
093 25059 100.66 021 6.02 -7.07 - - 3.12 19.01.11 6.10 41000 25 BBB+/Baa2/BBB+
0d3 25060 10043  0.00 565 -0.050 - - 164  29.04.09 580 41000 - BBB+/Baa2/BBB+
03 25061 9991 -0.039 59  1.62 - - 2.54  05.05.10 580 34448 2  BBB+/Baa2/BBB+
003 26198 99.00 -0.023 622 054 - - 443 02.11.12 6.00 42117 68 BBB+/Baa2/BBB+
093 26199 100.09 059 622 -147 - - 4.26 11.07.12 6.10 26 883 37 BBB+/Baa2/BBB+
003 27026 10146  0.00 551 -0.27 - - 149  11.03.09 7.00 16000 -  BBB+/Baa2/BBB+
03 28002 10250  0.00 561 -2.14 - - 056  12.03.08  10.00 8800 -  BBB+/Baa2/BBB+
003 28003 107.00  0.00 - - - - 065  16.04.08  10.00 8800 - BBB+/Baa2/BBB+
03 28004 107.75  0.00 536 -0.66 - - 162 13.05.09  10.00 8 800 - BBB+/Baa2/BBB+
0®3 28005 107.82  0.00 546 -0.64 - - 167  03.06.09 10.00 9028 -  BBB+/Baa2/BBB+
03 46001 102.96 -0.029 482 264 - - 0.56  10.09.08 10.00 60000 60 BBB+/Baa2/BBB+
003 46002 10952 -0.18 6.02 471 - - 351  08.08.12 9.00 62000 77  BBB+/Baa2/BBB+
03 46003 109.74  0.00 570 -0.49 - - 220 14.07.10 1000 37298 - BBB+/Baa2/BBB+
0®3 46005 4900 000 6389 019 - - 10.70  09.01.19 0.00 27477 -  BBB+/Baa2/BBB+
093 46010 76.21 0.00 848 0.17 - - 13.62 17.05.28 0.00 30 000 - BBB+/Baa2/BBB+
0d3 46011 8710 000 698 0.16 - - 12.60  20.08.25 0.00 30000 - BBB+/Baa2/BBB+
03 46012 6650 000 725  0.13 - - 1448  05.09.29 0.70 40000 - BBB+/Baa2/BBB+
003 46014 108.97 -0.14 625 263 - - 496  29.08.18 9.00 58290 16 BBB+/Baa2/BBB+
03 46017 106.28 0.014 6.36 -0.30 - - 6.26 03.08.16 8.50 80 000 44  BBB+/Baa2/BBB+
00346018 111.06 -0.040 648 040 - - 840  24.11.21 9.00 111938 32  BBB+/Baa2/BBB+
0d3 46019 6049 -0.0082 6.95  0.40 - - 879  20.03.19 0.00 26000 19  BBB+/Baa2/BBB+
003 46020 102.28 -0.025 6.83 0.0 - - 1244 06.02.36 6.90 64000 105 BBB+/Baa2/BBB+
093 46021 99.82 -0.040 6.44 0.50 - - 7.33 08.08.18 8.00 30 000 99 BBB+/Baa2/BBB+
0%3 48001 111.00  0.00 6.14 -0.030 - - 6.69  31.10.18 775 24099 - BBB+/Baa2/BBB+
TeHsop 10010 -0.15 12.35 212 736 714 20.05.08 0.74 17.11.09  12.20 500 - -]
ABTOBA3-3 100.10 -0.025 7.70  3.09 263 243 2406.08 084  22.06.10 7.70 5000 - -]
AsTOBA3-4 100.05 -0.12 791 7.85 225 227 26.05.09 167 20.05.14 7.80 5000 51 -]
AgTonpuGop 99.93 0.020 1332 -9.88 972 876 31.10.07 021  29.0409 12.80 500 1 -]
BaroHmalu-1 102.30 030 10.83  -40.0 578 557 082  19.06.08 1350 300 0 e
BaroHmalu-2 9950 030 11.93 -404 688 667 18.06.08 082 151210  11.00 1000 1 -]
Bexa-VHBect 100.00  0.00 1312  0.13 864 807 04.03.08 053 020310 12.75 700 4 Rl e
BKM 10025 024 961 -330 458 437 0.78  04.06.08 9.75 1000 31 -]
Bonrabypmatu 9991 000 1171 097 827 731 10.10.07 0.16  08.10.08  11.00 600 1 e
TA3-tuH 100.50 0.083 758 -18.2 318 258 12,0208 050  08.02.11 8.49 5000 322 -]
TVApoMaLLCcepBUC 101.18  -0.050 846  6.31 345 324 270508 076  24.11.09 9.90 1000 - Rl e
I'C Cyxoro 99.75 -0.030 813  1.63 237 241 2409.09 193  26.03.17 7.85 5000 0 -]
rT-TOL-3 10035  0.19 10.10 -31.0 527 496 0.66  18.04.08 1045 1500 10 i
T-TOL-4 10040  0.18 1075 -105 504 505 182 02.09.09 10.71 2000 0 -]
ENMK-1 9993  0.00 993  0.59 654 559 04.10.07 0.14  02.10.08 9.35 1000 20 Rl e
MxMatw-2 101.20 080 12.11 -108.0 706 685 0.81 17.06.08  13.35 1000 17 -]
NpkyT-3 10479 -0.091 741 320 115 120 270  16.09.10 8.74 3250 6 - [Bal/ -
Kamas-2 10064 012 797  -12.1 276 258 19.09.08 1.04  17.09.10 8.45 1500 51 -]
Kuposckuit 3aBop 100.83 023 856 -23.0 334 316 24.09.08 1.05  24.03.10 9.20 1500 10 e
KMMO-®uHatHe 10025  0.00 924 0.020 404 385 16.09.08 1.03  16.03.10 9.30 1000 16 -]
KpworeHmalu-2 10020 0.050 9.72 -6.32 462 442 0.88 08.07.08 9.75 500 6 -]
Kypranmalu3asop-1 100.55 055 896 -73.0 392 371 12.06.08 0.81 10.06.10 9.50 2000 152 -]
TBP-VHTepduHTpeiin 100.07 0.015 1526 -2.34 1025 1,004 29.05.08 076  26.11.09  14.90 300 - e
Jlomo-3 10025 0.100 9.64 -120.9 639 553 16.09.07 0.09  05.09.09 12.50 1000 1 -]
Mul-1 100.30 0.00 7.80 -0.060 213 216 1.70 03.06.09 7.85 1000 - -]
Mur-2 10050  0.00 8.13  -0.31 358 307 11.03.08 055  06.09.11 8.90 3000 - ~f-l-
MoToBun.3aBoz! 100.08 028 955  -22.1 409 402 1.38  22.01.09 9.40 1500 143 e
MotopocTpouTens 100.04 0.095 1170 -99.0 841 752 20.09.07 010  19.03.09  12.00 800 - -]
O3HA-1 100.35 0.075 982 -255 591 505 11.12.07 0.33  08.12.09  10.80 500 2 e
OM3-5 10320 -0.030 722 143 149 151 01.09.09 1.86  30.08.11 8.80 1500 0 CCCH/ -/ -
nv3 10048  -0.13 - - 430 425 - 21.07.09 9.60 1200 20 e
TMpomTpakTop 10024 016 9.09 192 400 380 0.87  03.07.08 9.20 1500 g5 -]
TpomTpakTop-2 102.95 -0.050 943 244 366 369 20.10.09 1.95  18.10.11  10.75 3000 5 Rl e
MTMA-®1HaHC 100.32  0.025 935 -120 564 471 141107 025  11.11.09  10.60 500 - -]
PocsepTon 100.70  0.00 685 -2.64 304 213 271107 029  26.05.09 9.30 800 - i
CanioTOHepr 10049 013 853 -376 450 369 036  25.12.07 9.80 3000 5 -]
Caryph-1 9995 042 916 -75.6 451 406 0.59  23.03.08 8.90 1500 0 Rl e
CatypH-2 100.00 0.025 943 -4.60 480 434 21.03.08 058  20.09.11 9.25 2000 - -]
CatypH-3 99.98 -0.030 894 255 357 345 06.12.08 125  06.06.14 8.75 3500 2 e
CeBCTABTO 102.00 -053 722 241 133 142 226 21.01.10 8.00 1500 19 -]
COK-ABTOKOMN 100.61  -0.090 11.31 14.1 644 615 0.67  24.04.08 12.00 1100 0 e
CTUH-cbu-1 101.00 -0.14 1418 242 951 907 060  01.04.08 1550 300 0 -]
TB3-3 101.05 0.00 809 -041 302 282 20.06.08 0.83 18.06.10 9.25 1000 - -]
TpaHcmalu-2 100.75  0.00 822 -0.020 276 267 12,0209 1.38  10.02.11 8.60 4000 - -]
YMMO 101.20 013 815 -164 309 288 19.06.08 0.83  17.12.09 9.50 4000 1 e
YpanBar3¢ 10111 -0.19 851 18.2 327 310 1.07  30.09.08 9.40 2000 0 -]
YpanBar3-2 10015 -0.12 825 83.8 487 392 03.10.07 0.14 05.10.10 9.35 3000 2 -]
OMAnbsiHC 100.95 0.046 9.07 -6.01 397 377 11.07.08 089  08.07.11  10.00 2000 - -]
OHepromal 10191 025 9.09 327 408 387 27.0508 0.76  22.11.11  11.50 700 0 e
Amypmetann 10222  -023 840 16.0 292 283 1.41 26.02.09 9.80 1500 - e
Avypwmetann-2 10140  0.00 870 -0.040 282 289 224 26.02.10 9.15 2000 - e
BenoH-1 100.90  0.00 872 -0.090 306 308 1.68  03.06.09 9.10 1500 - -]
benoH-2 10120 0.050 878 -2.86 305 307 27.08.09 1.83 23.02.12 9.25 2000 - -]
[nnoc-1 10020 -0.13 1059  16.0 552 531 24.06.08 084  19.06.12  10.60 2000 - -]
3onoTo Cenuraapa-2 100.16  0.015 13.15 -2.19 808 788 2506.08 084 211211  13.00 500 - e
Koke 101.65 0.15 8.16 -8.99 245 249 180  16.07.09 8.95 3000 - -]
Koke-2 10116 054 836 -24.2 246 253 18.03.10 230  15.03.12 8.70 5000 212 -]
MarHesut 100.03 -0.11 838  9.05 299 288 129  18.12.08 8.25 1500 1 -]
MarHeauT-2 100.61 -0.050 850 342 295 291 28.03.09 150  28.03.11 8.75 2500 167 i
MaupliHe-2 100.01 -0.015 1093 562 712 621 029  27.11.07 1080 1000 4 -]
MawpWHB-3 100.08  0.00 11.37  0.060 607 588 116 01.0409 11.15 2000 - Rl e
Makeu-Tpynn 9881 -0.75 27.86 1090.0 2463 2379 13.09.07 008  1203.09 1125 3000 22 -]



U3m. 3a
AeHb

. fata [wopa- [ara CraBka O6bem 0O6bem KpeautHbIi
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Honfu::na n.n. % 6.n. 6.n. .M. ner % MIH.py6. MAH.py6. Fitch)

[onroBoii MHCTpyMeHT  LleHa

Metanncepsuc-1 100.08 561 28.05.08 23.05.12 -]
Merap O 9978 0075 1362 -10.3 858 837 120608 080  10.0610 1295 500 — =l/=ll=
Meven 10019 000 48 072 105 13 027 221107 550 2000 - Sy
Meven-2 10371 013 705 499 112 118 160610 256 120613 840 5000 259 =l/=(=
M3 Ceposa 9975 0020 912 -1.34 363 35 142 270209 875 2000 - iy oy
HinkfleHcroe-1 10070 -0.050 11.30 585 621 601 087  08.07.08  12.00 400 0 =l/=ll=
Hinxllewcroe-2 10097 022 1275 -145 709 711 167 180609  13.00 550 0 Sy
HMS3 um Ky3smuka 9968 000 10.88 -0.020 575 553 150808 093 140210 1100 1200 - = /==
HOK-2 10064 0040 11.98  -4.15 677 658 250008 103 220911 1230 400 - iy
OMK-1 10119 056 781 714 216 256 081 120608 920 3000 — =
PMK-OrHarc-1 10050 011 871 489 281 288 235 060410 875 3000 - wf o] e
PycAn-3 10035 0025 697 -2.54 175 157 106 210908 720 6000 - = /==
Ceo6Coxor-2 10100 023 804 -89.0 421 335 027 221107 1175 600 - oy
CBo6Cokon-3 10008 012 1179 105 646 633 2511.08 120 240511 1157 1200 48 =l/=ll=
CIIK-1 10015 000 10.57 -0.080 523 510 251108 121 250510 1046 1000 - Sy oy
TexHukons 10070 0010 948  -1.91 419 398 140508 073 111109 1000 1500 4 =l/=ll=
TMK-2 10090 0080 742 538 156 153 150 240309 760 3000 21 BB-/Bad/ -
TMK-3 10062 000 681 -0.65 241 179 19.0208 050 150241 795 5000 — BB-/Ba3/ -
TUM-2 10035 000 687 -1.19 302 213 030 021207 800 1000 - yjy
Zﬁﬁfa‘éggm“pe”m- 9925 015 1335 212 831 810 120608 080 100610 1200 1500 0 ===
YpananekTpomes 10070 -0.035 810 156 21 228 020310 227 280212 825 3000 15 Sy
Xaiinezlong 10000 011 1335 -19.9 863 824 061 020408 1275 750 2 = //=ll=
YTn3-1 10215 013 694 -166 188 168 18.06.08 082  16.06.10  9.50 3000 1 -/
Heasmxumoctb
AnamanT 10123 028 1070 368 568 547 078 050608 1210 500 0 =l/=]=
AniamaHT-2 10125 -338 1058 296.9 57 512 201108 147 200510 1125 2000 1 oy
Apryr 10010 0050 1297  -16.4 899 816 191207 035 171208  13.00 500 1 =l/=(=
[MocCrpoit-2 10017 017 979 -177.0 650 561 20.0907 010  17.0311 1150 4000 19 Sy oy
[lesenonmenT-0r-1 10045 0050 1216 -7.71 716 695 200508 074 180510 1250 1000 1 = //=ll=
[IKC ®XC PB 9997 012 1231 456 851 760 271107 029 241109 1200 500 1 iy
ViHkoM®H-1 101.00 -0.0050 1278  0.30 747 728 116 280309 1310 1250 2 =l/=(=
Kamcxas aon.-2 10072 000 960 -6.95 610 514 018 171007 1350 200 2 Sy oy
Kamckas gon.-3 10051 0080 1269 -11.5 767 745 09.0608 078 040609 1280 500 6 = /==
Kpacriit boraTbips 10010 000 11.08 0.080 674 608 140208 048  11.0210 1100 2000 - ]
NenCrieuCMY-1 10104 -0010 955 102 480 441 240408 062 220410 1125 1000 1 Bl =/
NeHCneyCMY-2 10147 0030 960 288 448 428 230708 092 200110 1119 1500 3 B~/
TICP Mpynn 10120 0050 804 -9.89 342 295 058 200308 1000 1000 - - [B1/ -
1ICP naecr 10215 0100 802 -14.2 209 278 030608 078 081209 1070 2000 - oy
NICP-VHBecr-2 9996 -0065 854 385 283 287 16.07.09 181 140711 835 3000 150 =l/=(=
MeTpocTpoii 10025 000 818 0.1 349 308 280308 060 230911 847 1500 - oy
MAH-Tes 981 -162 1637 187.9 1120 1,100 02.09.08 097 020310 1237 2000 3 =l/=ll=
M-MHaycTpns 10670 0039 1043  -1.29 441 441 314 160811 1225 1000 74 Sy
Mupakc 10178 -0025 884 193 370 349 094 190808 1150 1000 = --/B2/B
Mupakc-2 10389 010 910 571 337 339 186  17.09.09 1099 3000 9 - IB2/B
MOPE-naa-1 100.00 - 1263 = 784 757 050808 097 030810 1225 1000 = ===
Mepecaer-MHa-1 9993 -1.05 19.09 859.3 1571 1,477 013 021007 17.50 200 1 Sy oy
MVIK-5 10025 000 881 -0.36 475 378 038 200508 920 1120 - = //=ll=
PUMpynn 100.02 -0.0020 1213  0.25 707 686 260608 084 261209 1185 1200 15 iy
PyGuH 10020 -0.080 11.02 4656 754 657 161007 047 131009 1215 1200 1 =l/=(=
CuBaKanemuHaecT-1 10015 -0.053 1255 417 709 701 300109 138 300710 1230 1000 - Sy oy
CY-1553 10051 0035 948 -7.68 509 446 200208 050 150212 1030 3000 - = //=ll=
Cygap-Kasab 10035 017 1220 -30.2 751 709 010408 060  31.0309 1250 900 2 oy
Camn Mpynn-1 10250 060 11.30 -17.3 50 521 370 150512 1170 1000 0 =l/=(=
IOCKK 10003 000 1334 -0.16 826 806 085  01.07.08  13.00 600 - wf o] e
Hedrerasosble
Fasnpon-4 10477 000 622 -0.18 K] 222 100210 822 5000 = BBB/A3IBEE-
Fasnpom-5 10038 -0.035 509 183 166 70 015 091007 758 5000 6 BBB/A3/BBB-
Faanpow-6 10138 0025 630 -1.50 5 60 188 060809 695 5000 4 BBBJ/A3/BBB-
Fasnpow-7 10102 026 638 127 57 63 205 291009 679 5000 2 BBBJ/A3/BBB-
Fasnpom-8 10157 019 667 525 57 61 365 271041  7.00 5000 9 BBB/A3/BBB-
Fasnpow-9 10254 -0.31 685  6.05 5 59 515 120214 723 5000 159 BBBJ/A3/BBB-
Fasakc 10083 0080 965 -10.6 460 439 19.06.08 082 131210 1050 1000 - =l/=]/=
Fa3aHeproceTs-1 10038 000 806 -0.010 189 193 408 200612 800 1500 - Sy
Wnrerpa-1 10208 -0070 927 477 375 369 146 200309 1050 2000 7 =l/=(=
WHrerpa-2 10342 038 921 188 339 345 011209 207 294111 1070 3000 14 iy oy
Wrepa 10038 0035 862 108 473 386 032 074207 975 2000 - =l/=ll=
Komnnexc 9970 -0.050 1324 593 809 790 07.0808 095 040210 1250 1000 1 Sy
Nykoitn-2 10175 0050 650 -251 67 T4 210 171109 725 6000 -~ BBB-/Baa2/BBB-
Tykoiin-3 10142 014 682 369 75 376 084211 740 8000 2 BBB-/Baa2/BBB-
Nykoiin-4 10276  -0.23 697 450 " 512 051213 740 6000 469  BBB-/Baa2/BBB-
Mapuiiciuii HN3 10015 075 11.25  -65.1 587 576 127 161208 1110 800 - ] o]
Mapuickwii H13-2 10045 -0.26 11.71 340 666 645 19.0608 082 161210 1200 1500 0 = //=ll=
Moco6rras-1 9978 0025 917 228 385 371 141108 119 170511 880 2500 - oy
Moco6rras-ghue 10176 000 888 -0.53 378 350 089 211208 1075 1000 — =l/=(=
HK Anbsiic 10125 0030 842 159 267 271 160909 189 140911 892 3000 - wf o] e
PyccHedTs 8306 000 2647 337 2109 2098 121208 126 101210 925 7000 1 = //=ll=
CaxatpaHcHedreras 10194 002 953 -4.84 450 429 040608 078 021209 1190 1500 - oy
CrpoiiTpancra3 10146 -0042 795 454 288 268 084 250608 960 3000 66 =
CTpoiiTpancras-2 9984 0025 871 -0.68 254 258 410 130712 849 5000 - Sy oy
Toan 9865 -049 1419  69.9 915 894 120608 080 101209 1200 2000 49 = //=ll=
Tonnpon-1 10008  0.00 1295 -0.050 811 780 180408 066  16.0410 1250 500 - Sy
YamHedTnpon 10078 0030 900 -337 382 363 100 010908 950 1500 2 =l/=(=
®a0T0H-A3pO 9990 000 11.00 -0.080 669 603 31.01.08 047 300709 1050 1000 - —f )
nOTpeGI/ITeJ'IhCKVIe TOBapbl U Po3HuyHasn Toproensa
ABTOMAD-2 10009 0090 10.94 7.72 554 544 241208 129 230610 1075 2000 5 ===
Asfyka Bryca 10035 0100 1055 -25.7 633 562 220108 043 210709 1099 1000 10 iy oy
ANMW-Areect 10000 000 1128  29.2 614 593 220808 095 21.0809 1099 1500 1 =l/=ll=
Anbkop 1 Ko 10022 -0.0050 10.20  1.04 629 542 111207 033 081209 1075 1500 - Sy
AnTexv 36.6 10152 0070 993 -8.75 485 465 0107.08 086 300609 989 3000 12 S
Apbar 10014 0022 1056 275 550 529 083 200608 1050 1500 - iy oy
AtnianT-M-1 10025 015 1165 616 793 700 151107 026 131108 1252 1000 1 =l/=ll=
BaraHa-Mawma 10020 -0.050 10.30  24.6 674 577 261007 020 231009 1125 1000 5 Sy
Baxerne-1-1 10050 -0.15 1079 213 579 557 210508 074 190510 1125 1000 0 =l/=(=
Benaskomnnext 9978 078 1328 -1285 841 813 240408 067 221009 1260 50 19 oy

Buear-1 10002 -143 1230 137.3 704 687 21.10.08 1.1 20.04.10  12.00 1000 - -/~



U3m. 3a

z fata [wopa- [ara CraBka O6bem 0O6bem KpeauTHbI#
AeHb

Hoxon- U3m. 3a HoMuHanbHbIM 3

: HoCTb  Jetb cnpan cnpaa otepTbl LMA NOralleHusi KynmoHa BbiNycka TOProB (S&';’m?:;y'sl
Homou:;na n.n. % 6.n. 6.n. 6.n. ner % MIH.py6. MAH.py6. Fitch)

BukTopus 101.24 . . . . 29.01.09

[onroBoii MHCTpyMeHT  LleHa

Bukopysi-2 10340 000 956 -0.14 370 376 216 160210 10.89 1500 = =) =f=
[er mvp-L| 10125 015 845 273 213 213 578 260515 850 1150 - ] -
I3 Cu 100.57 0070 891 -6.69 363 347 231008 143 201011 925 2000 = ol
Ix3hCu-2 10000 000 504 055 118 30 031 041207 500 1200 - B/ /-
Ivkast Opxuaes 10016 0055 10.02 -38.8 657 561 111007 0.16  09.0409 1070 1000 = =) =f=
Tvken 97.62 -0.045 1030  1.66 430 432 302 170311 925 3000 - ] -
Ivkevc 100.07  0.020 = == 2007.09 1100 1800 3 =l|=f=
Tomo-OuH 9976 000 1344 058 911 844 048 140208 1250 1000 - ] -
EBpoceTb-2 97.71  -029 18.89 1184 1503 1414 041207 031 020609 1025 3000 6 =l/=f=
EnvHas Espona 9950 000 1150 0.070 624 607 16.10.08 140 141010 1075 1200 - Sy
3asopbl [pocc-1 100.04 047 1302  79.1 818 787 17.0408 065 220410 1250 1000 30 =[|=f=
VIKC 5 0980 -0.100 7.82  4.06 188 194 06.07.10 264 010714 760 9000 100 Sy .
Vmnnoaus: 9969 -031 1193 3638 679 660 094  3007.08 1125 300 13 =l/=f=
Whkon-Naga-1 100.58 -0.16 10.18  61.0 643 550 027 221107  12.00 700 7 Sy
Whkom-Tapa-2 100.80  0.00 1078  -0.86 642 578 150208 048 120210 1200 1400 = =l|=f=
Whkom-Napa-3 10020 0100 11.32 -6.59 567 568 12.06.09 165  10.06.11 1100 2000 3 ] -
Vhnpom-2 10100 026 820 -205 275 267 150109 1.36  1507.10 880 1000 0 =|=f=
WHnpom-3 10092 -0030 832 249 299 285 19.11.08 121 180511 895 1300 2 ] -
Vckpacodhr-2 10360 051 11.96 247 612 616 213 020310 1330 300 0 =) =f=
Kapycens 101.60 0100 835 -10.2 314 296 18.09.08 103 120013 975 3000 10 ] -
Korgurep-Kypox-1 100.50 049 1122 696 620 598 04.06.08 077 020610 1144 750 20 ol
Koneitka-1 10052 0070 9.04 -9.45 399 378 081  17.0608 940 1200 15 B/ /-
Konerika-2 9945 011 941  -8.41 392 385 18.0209 141 150212 870 4000 = Bl =)=
Koneiika-3 10135 073 977 214 367 369 362 150212 980 4000 - B/ /-
Kopa 10028 041 1176 -109.8 760 686 1501.08 042  1407.09 1200 1000 = ol
Nagepha 10150 000 9.80 -0.29 456 439 09.1008 1.08 080410 11.00 1000 -~ ] -
M.Buaeo 10035 038 875 1426 499 407 211107 027 181109 1000 2000 20 =)=f=
MarHuT 10200 000 7.78  -0.40 245 232 120 191108 934 2000 - ] -
MarHuT-2 9918  -0.89 874 400 283 291 260310 234 230312 820 5000 = =[|=f=
Mapra-1 9885 -0.11 17.06 175 1206 1,184 074 220508 14.84 700 3 Sy
Mapra-2 99.60 0050 1362 -167 973 886 07.1207 032  06.12.09 1200 1000 0 =l =l
Mapra-3 9858 -030 1690 769 1258 1,193 01.02.08 047 020811 1300 2000 60 oy
Matpuua 9948 -0.045 1279  4.06 743 731 124 101208 1200 1200 0 =[|=f=
Maxees-1 0985 013 1283 175 780 759 0506.08 078  03.06.10 1230 600 1 Sy
MUP-Ouk-1 10016  0.010 1023  -3.47 619 538 037 271207 1050 1000 1 =l/=f=
MokeTka 100.00 000 10.84 -0.030 712 619 151107 026 140509 1070 1000 - Sy
Mocmapt-1 10054 0090 10.36  -14.9 553 522 17.0408 065 120412 1100 2000 = =[|=f=
HogYepen-2 9880 -0.15 1379 262 891 864 067 220408 1130 300 - ] -
HoBbie YepemyLuy-1 10000 000 1122 0.020 506 580 14.10.08 1.09  11.10.11 1095 1000 = =l|=f=
Obvenutentbie 99.95 000 7.86  0.00 194 201 19.0510 250 160512  7.70 3000 [-1
KoHauTepbI-1 : : ’ : e : e : - T
Mapker-Xonn 1 10098 082 1271  -86.1 749 731 30.09.08 106  30.03.10 13.10 300 1 =|=f=
[Matepcon-MHBect 100.47 012 975 -16.0 470 448 19.06.08 0.81 17.12.09  10.00 2000 - -]
MepekpecTok 100.06 000 004 -0.10 507 527 090 0807.08 010 1500 = =l|=f=
Monecse-1 0962 048 1398  76.0 899 878 130508 072 110510 1275 500 222 ] -
Mporex 99.82 -0.100 918  5.30 338 343 041109 202 021111 890 5000 = =l =l
Py6ex-Tnioc-1 99.50 000 1278  0.050 743 730 021208 122 010610 1200 1000 - Sy
Pycckoe Mope-1 100.66 0035 896 -4.83 391 369 19.06.08 082 140612 950 2000 = =l|=f=
Camoxsan 100.05 000 1158 0.020 671 642 230408 067 211009 1140 1500 -~ ] -
CatBait 10012 -0.035 1012  3.05 476 464 124 031208 10.00 1000 4 =l =fl=
CepbMoit KoHTUHEHT-2 9966 019 815 117 246 249 18.06.09 174 140612 780 7000 100 ] -
Copyc 99.73  0.066 11.88 -29.8 822 727 081107 024 051109 1020 1200 = =) =f=
Croprmactep-1 10016 0.00 883 -0.020 349 33 211108 121 210510 880 3000 - ] -
CTONMY.racTPOHOMbI 100.75 000 797 -0.100 281 261 21.0808 096 200809 860 1500 = =f|=f=
TexHocuna 99.90 0025 1035 -3.58 533 512 290508 077 260511 1000 2000 - Sy
TOM-Krura-2 100.72  -153 1014 1284 477 465 111208 126 091210 10,51 1500 = =) =f=
Yepaoin-Onak-1 09.98 -0025 12.34  4.16 752 719 17.0408 065 150410 1200 1500 -~ ] -
Xonwpei OHarc-1 101.05 -060 1038 587 515 497 021008 1.06  01.0410 1115 1500 0 Sl
30K0-2 10045 0100 9.65 -24.9 539 471 250108 045 220110 1050 1500 -~ Sy
I0TC-2 9848 -0.020 1319  2.16 786 772 120 251108 1150 1200 = =l=f=
npOVISBO,ElCTBO NPOAYKTOB NUTAHMUA U HAaNUTKOB

AnanyLkuH-2 10271 _-0050 1121 244 541 546 251109 202 234141 1230 1000 16 oy
AnTan 100.00  0.00 1446 -0.030 879 881 169 30.06.09  14.00 150 = =) =f=
Awren (AV)-1 99.25 000 1126  3.23 754 660 026 151107 800 1200 - ] -
ApHecT OuH 10010 000 963 -0.010 475 447 230408 067 290409  9.60 600 = =f|=f=
BanTuka-1 10062 000 642 -248 267 174 027 204107 875 1000 - ] -
Banmumop-3 100.30  0.100 10.14  -432 642 549 151107 026 150508 11.25 800 0 =l =l
BopoguHo 99.75 000 11.07 0.020 602 581 18.06.08 082 161209 1050 2500 - oy
Bpasepc v Ko 10023 -0.020 1232 584 835 751 211207 035 251209 1250 500 = =l|=f=
BBJ-2 10410 018 7.73  -6.19 174 178 293 151210 900 3000 0 BB-/Ba3/ --
BomK.TekCTU.KOM, 10010 024 1246  -75.1 847 764 211207 035 181209 1250 1000 0 =|=l=
BocTok-Cepauc 10048 000 1033 -0.32 577 526 13.03.08 056  10.09.09 1099 1500 - oy
FOTOK-2 10021 -0.090 1046 118 541 520 19.06.08 082  18.06.09 1050 1500 3 =[|=f=
[epwasa-1 100.00 13.96 - 887 879 290708 097 27.07.10 1350 1000 -~ ] -
IIbiMoB 10040 015 1062 228 567 544 020508 069 301009  10.99 800 20 =l/=f=
Vikmapko 10020 000 1008 -0.68 608 526 21.12.07 035  19.1208 1050 1000 15 oy
Whtypucr-1 101.00 000 875 -0.050 284 291 239 210410 900 1000 = =[|=f=
Kapar-2 100.07 0045 12.05 -13.9 802 721 251207 036 221209  12.00 500 - Sy
TNebepsHekmit-2 100.30 0.0 = = > o ~ 020310 618 1500 = — /Bag/ -
Menor.on.8 9990 0010 1396 -7.84 1084 1,022 300807 004 260209 1150 1000 1 Sy
CokonbHuKax ) ' ' ' ’ e ' e ’

MKX-2 99.85 0025 1163 -6.03 721 660 26.0208 051 250809 1290 1000 = =|=f=
Haryp MpogykT-2 100.00 0100 1095 -315 698 614 181207 034 160609 1075 1000 0 oy
HyTpuHBecTXONA-1 10025 -0.050 949  6.68 446 424 100608 079 090609 950 1200 = =l|=f]=
Omena-XonavHr 101.00 -0.0050 10.83 -11.6 744 650 014  03.10.07 18.00 50 -~ ] -
0CT-2 99.78 -023 1328 487 886 821 050 080508 1250 1000 = =l/=f=
Otey.nexapcTea-2 10000 000 1028  0.54 722 696 21.0807 002 17.0209 1025 1300 - oy
OX3-HBeCT 99.95 000 1317 0.3 818 796 21.0508 073 181109 1250 900 = =[|=f=
04aKoBo-2 0949 288 948 -301.2 397 379 104 190008 850 1500 0 ] -
Maphac-M-2 10023 011 1112 567 533 537 191109 199 171111 1080 1000 1 Sl
Mvegou-1 99.72  0.00 1365 0.030 839 822 231008 1.10 220410 1300 1000 - Sy
M3 Coios 99.25 000 1539  9.58 1196 1,100 0.15  09.10.07  10.00 300 = =) =f=
PecTopatc-2 100.00 000 10.37  0.040 530 509 085  02.07.08  10.00 400 -~ ] -
Pectoparc-3 100.38  0.080 1046  -11.3 544 523 30.0508 077 261110 1075 1000 8 Sl

Petan 10028 0.035 9.88  -3.06 450 439 10.12.08 1.26  09.12.09 9.90 1000 - /]



U3m. 3a

z fata [wopa- [ara CraBka O6bem 0O6bem KpeauTHbI#
AeHb

Hoxon- U3m. 3a HoMuHanbHbIM 3
HoCTb  Jetb cnpan cnpaa otepTbl LMA noOralwleHUs KynoHa Bbimycka TOProB (S&';’m?:;y'sl

0,
Horfu:;na n.n. % 6.n. 6.n. 6.n. ner % MIH.py6. MAH.py6. Fitch)

[onroBoii MHCTpyMeHT  LleHa

PycTekctnnb-2 . ; ! 1146 1,113 0.92 05.03.09 . -]
PycTekctunb-3 9990 0100 1271  -58.0 920 821 23.10.07 0.18 20.10.09  12.00 1200 28 -]
CAH WHtepbpio-2 101.20 0.00 748 -0.070 176 178 1.82 13.08.09 8.00 4000 - -]
CuHepruist 100.01  -0.055 10.75 29.8 720 624 24.10.07 0.20 22.0409 1070 1000 70 -]
Cnaprak-KasaHb 99.97 -0.030 1345 7.52 920 851 0.44 23.01.08  13.00 500 3 —[-]-
TanocTo 99.85 -0.050 12.45 87.1 927 850 07.09.07 0.07 06.03.09  10.00 1000 1 -]
YepemyLuku 99.92 -0.095 11.74 19.3 726 670 03.03.08 0.53 02.03.09 11.30 700 - -]
OpKOHMPOAYKT 99.90 046 1188 -87.7 732 681 13.03.08 0.55 10.09.09  11.40 1200 0 -]
FOHUMMMK 102.59 000 853 -0.17 280 282 08.09.09 1.85 06.09.11 9.75 2000 - —[-]-
HAkoBnesckuit 100.00 0.00 1213 -0.27 857 761 26.10.07 0.20 31.10.08  12.00 1000 0 -]
PervoHasnbHble U MyHUUMNaNbHbIE
AHrapck 104.50 000 812 -2.21 313 279 0.73 21.11.08  14.00 150 - —[-]-
Batukupus-4 100.30 011 425 -1422 102 18 0.08 13.09.07 8.02 500 - BB/Ba1/ -
Bawwkupns-5 102.45 0.00 692 -0.14 112 118 2.05 04.11.09 8.02 1000 - BB/Ba1l/ --
Benrop.o6n.-1 104.40 015 7141 -235 220 194 0.68 29.04.08 13,50 320 - -]
Benrop.o6n.-3 102.60 0.00 7.68 -0.060 171 175 2.82 10.11.10 8.38 2000 - —[-]-
Benrop.o6n.-4 101.05 023 782 -6.72 173 177 3.59 19.10.11 8.24 1020 - /-]
Bonrorp.o6n.-2 103.30 000 778 -0.81 248 225 1.16 11.06.09  10.99 600 - Bt/ -/ -
Bonrorp.o6n.-3 103.30 -0.50 8.06 40.0 269 252 1.26 17.06.10  11.00 700 0 B+/ -/ -
Bonrorp.o6n.-4 100.88 013 7.88 -551 196 203 249 19.05.10 8.10 550 - B+/-- /-
Bonrorp.o61.-5 101.05 0.00 7.84 -0.050 182 183 3.15 15.05.12 8.35 1000 - /-]~
Bonrorpag 10120 -0.19  8.07 221 297 277 0.89 17.07.08 9.20 450 - -]
BopoH. 0611-4 10542 0035 879 -0.96 264 268 3.96 25.06.12  10.00 1000 - -]
BopoH.061.-1 101.85 -0.066 7.58 15.8 365 279 0.33 15.12.07  13.00 600 4 -]
BopoH.061.-2 10725 -025 7.85 14.0 218 220 1.69 18.06.09  12.00 500 - -]
BopoH.061.-3 10435 -355 9.09 1094 305 308 3.27 27.06.11  10.25 500 - — -]
VpkyT.0611.-3 101.81 034 755 -280 217 198 1.27 17.12.09 9.50 1500 2 B+/ -/ -
VpkyT.06n.-4 10025 -023 7.37 349 249 211 0.67 23.10.08 8.00 900 0 Bt/ -/ -
WpkyT.061.-5 100.00 -050 7.51 32.0 186 180 1.66 241110 7.75 3000 78 Bt/ -/ -
VpkyT.0611.-6 10010 -0.30 7.91 19.4 228 223 1.62 26.05.10 8.25 1200 0 Bt/ -/ -
KabapauHo-bankapusi 100.98 000 852 -8.27 500 404 0.18 20.10.07  14.00 500 - -]
KasaHb-3 100.83 011 777 -593 203 207 1.88 29.08.09 8.00 2300 25 -]
Kanys.o6n.-1 100.46 0.00 778 -1.20 377 295 0.36 24.12.07 9.00 300 - -]
Kapenus-10 10054 -012 7.9 427 198 202 278 14.04.11 8.27 500 - B+/ - B+
Kapenus-9 100.32 0.00 7.92 -0.080 206 213 2.20 02.06.10 8.15 500 - B+/ - B+
Knposckasi 06n.-1 10068 -0.18 7.79 219 272 242 0.84 22.12.08 8.39 400 - -/-/B
Knposckasi 06n.-2 100.88 0.031 7.84 -3.25 260 228 1.07 24.09.09 8.45 600 - -/-/B
Komu-5 10240 0.050 6.37 -193 237 154 0.35 2412.07  13.00 500 3 -- IBa2/BB-
Komu-6 113.00 000 713 -0.51 118 122 2.65 14.10.10  13.50 700 - -- |Ba2/BB-
Komu-7 108.20 0.00 724 -012 101 104 4.55 221113 10.00 1000 - -- [Ba2/BB-
Komu-8 100.50 -0.085 7.26 1.45 95 94 5.70 03.12.15 9.00 1000 0 -- [Ba2/BB-
KocTpom.o6s.-4 101.81 013 797 -26.0 341 290 0.56 11.03.08  11.00 800 0 —[-]-
KpacHosip.kp.-3 99.60 -0.080 6.98 13.5 227 169 0.61 01.10.08 7.00 3000 9 /-]~
KpacHosipck-3 100.75 -0.15 7.09 13.5 181 166 1.12 18.10.08 8.50 1000 - -]
KypraHckas 0611. 10114 0.050 899  -2.61 316 322 2.1 17.12.09 9.25 500 - -]~
JleH.o6n.-2 12015 -7.99 721 2402 124 129 2.77 08.12.10  14.01 800 0 BB-/ -- /B+
JleH.06n.-3 128.75 000 715 -0.15 89 88 5.24 05.12.14  12.50 1300 - BB-/ -- [B+
Jivneukas o6n.-1 100.10 000 6.07 -275 280 191 0.10 19.09.07 7.00 300 - -/ -/BB-
Jivneukas 06n.-2 10092 -036 7.74 14.0 179 183 2.72 19.07.11 7.95 1500 1 -- /- /BB-
Jivneukas o6n-3 100.00 0.00 763 0.030 184 189 2.00 14.10.09 7.50 300 - -- /- /BB-
Jlvuneukas o6n-4 9868 -145 7.76 58.3 180 187 2.67 15.07.10 7.10 500 - -]
MaragaH-1 103.60 000 774 -0.84 253 235 1.03 15.09.08  11.00 450 0 —[-]-
MaragaH-2 103.20 0.010 898 -0.52 307 313 244 31.05.10  10.00 300 - -]
Mapwuit 3n 100.62 0.00 811 -0.010 246 247 1.64 23.05.09 8.25 500 - -]
MO-3 100.28 0.00 - - - 0.01 19.08.07  11.00 4000 - BB/Ba2/ --
MO-4 108.10 -0.050 6.05 2.34 46 44 1.56 21.04.09  11.00 9600 - BB/Ba2/ --
MO-5 106.05 -0.19 6.39 11.0 75 61 1.62 30.03.10  10.00 12 000 40 BB/Ba2/ --
MO-6 10758 -0.13 6.75 3.67 73 76 3.16 19.04.11 9.00 12 000 20 BB/Ba2/ -
MO-7 105.64 0.073 7.05 -1.42 78 78 5.23 16.04.14 8.00 16 000 200 BB/Ba2/ --
Moc-29 103.75 0.025 527 -4.81 24 3 0.79 05.06.08  10.00 5000 - BBB+/Baal/BBB+
Moc-36 10550 -0.13 576 9.23 37 26 1.27 16.12.08  10.00 4000 - BBB+/Baal/BBB+
Moc-38 112.20 0.00 6.04 -0.28 4 9 2.94 26.12.10  10.00 5000 103 BBB+/Baal1/BBB+
Moc-39 110.35 -0.049 6.31 0.70 3 3 5.42 21.07.14  10.00 10 000 11 BBB+/Baal/BBB+
Moc-40 10122 0100 389 -59.3 33 63 0.20 26.10.07  10.00 5000 - BBB+/Baal/BBB+
Moc-41 107.58 -0.075 5.95 2.40 0 6 2.66 30.07.10  10.00 10 000 - BBB+/Baa1/BBB+
Moc-43 103.10 0.00 592 -143 94 72 0.72 17.05.08  10.00 5000 -- BBB+/Baa1/BBB+
Moc-44 110.35 0.036 6.35 -0.73 3 3 5.93 24.06.15  10.00 20 000 39 BBB+/Baa1/BBB+
Moc-47 105.60 -0.15 5.80 8.90 18 18 1.59 28.04.09  10.00 10 000 -- BBB+/Baal/BBB+
Hwxerop.obn.-2 102.20 -0.050 6.80 6.05 186 153 0.69 02.11.08 9.99 2500 - - [ - [B+
Hwxerop.o6n.-3 103.78 -0.075 7.01 248 103 106 2.86 20.10.11 8.70 2000 - - [-[B+
HoBocu6.061.-2 101.99 -0.020 6.54 0.42 273 182 0.28 29.11.07 1330 2000 5 -- /- /BB-
HoBocn6.061.-3 101.48 028 743 -214 167 155 1.37 15.12.09 8.50 2500 - -/ --/BB-
HoBocnbupck-3 109.25 -0.30 6.88 15.7 118 121 1.76 14.07.09  12.00 1000 11 B+/ - /-
HoBocubupck-4 10226 -025 7.81 9.94 188 194 255 24.06.10 8.60 1500 - Bt/ -/ -
OAMHLOBCKMIA panoH-2 102.01 0030 895 -2.78 357 345 1.27 2412.08 10.25 350 80 -]
[MeH3eHckas 0bn.-1 10240 -075 8.2 50.2 253 249 1.54 13.10.09 9.50 800 - --/--/BB
Camap.o6n.-2 99.84 0.00 7.06 -0.0100 109 115 2.77 09.09.10 6.82 2000 - BB/Ba1/ -
Camap.o6n.-3 103.04 0.00 6.90 -0.050 83 86 343 11.08.11 7.60 4500 - BB/Ba1/ -
Camap.obn.-4 100.05 0.020 7.5 -0.51 98 102 4.12 20.06.12 6.98 5000 10 BB/Ba1/ -
Tam6oBckas o6n. 100.55 000 769 -0.13 245 229 1.08 27.09.08 8.00 400 - -]
Teep.obn.-3 100.65 0025 763 -2.26 228 215 1.23 30.11.08 7.95 800 - -]
Tomck.06m.-3 100.30 -020 812 1173 466 369 0.16 13.10.07  10.00 600 - —[-]-
Tomck.06m.-4 99.20 000 750 -0.12 186 185 1.62 09.11.09 8.00 900 - /-]~
Tomck.06n.-5 10020 -0.15 7.18 6.03 124 127 2.58 26.12.11 8.00 1000 5 -]
Tomck-1 101.52 000 653 -547 278 185 0.27 22.11.07  12.00 300 - -]
Tomck-2 100.40 000 877 0.15 310 306 1.69 20.05.10 7.58 500 - —[-]-
Tynbckas 06m.-1 102.99 024 696 -145 127 130 1.74 28.06.09 8.50 1500 - /-]~
Yamyptus 100.79 029 771 -235 230 221 1.31 27.12.08 8.20 1000 - -]
YamypTus-2 102.27 0.00 7.98 -0.040 181 186 4.11 10.07.12 8.40 1500 - -]
Yha-4 102.30 0.00 739 -1.13 237 216 0.78 03.06.08  10.28 500 - Bt/ -/ -
Ya-5 101.48 000 7.82 -0.090 197 205 2.16 18.12.09 8.38 500 - Bt/ -/ -
Xabap.kp.-6 100.78 000 697 -0.24 157 136 1.30 24.11.09 8.00 1000 - — -]
XMAO-2 103.62 000 727 -153 226 205 0.76 27.05.08  12.00 3000 - BBB-/ -/ -
Yebokcapbl-2 100.85 0.00 878 -0.100 307 310 1.79 20.07.09 8.99 250 - -]
YysaLwms-4 10712 0.025 7.70 -2.40 218 212 1.46 27.03.09 12.33 750 - -- [Ba2/ -

Yysawma-5 10245 -035 7.23 10.8 18 121 333  05.06.11 7.85 1000 - -- [Ba2/ --



U3m. 3a

z fata [wopa- [ara CraBka O6bem 0O6bem KpeauTHbI#
AeHb

Hoxon- U3m. 3a HoMuHanbHbIM 3

: HoCTb  Jetb cnpan cnpaa odepThl LMA MOraweHWs KynoHa BbiNycka TOProB (S&';’m?:;y'sl
Homou:;na n.n. % 6.n. 6.n. 6.n. ner % MIH.py6. MAH.py6. Fitch)

Yysaluns-6 101.09 . . 141 . 17.04.12 -- [Ba2/ --

[onroBoii MHCTpyMeHT  LleHa

AkyTns 103.85 -0 14 731 3.17 108 111 4.61 11.04.13 7. 95 2500 57 B+/ -- B+
Akytns-10 103.70 -0.0050 7.64 -0.85 260 238 0.80 17.06.08  12.00 800 - B+/ -- IB+
Akytna-6 106.55 0.00 686 -0.36 10 111 1.92 13.05.10  10.00 2000 - B+/ - [B+
Akytna-7 102.20 0.00 751 -0.010 129 132 4.50 17.04.14 7.80 2500 51 B+/ -- IB+
AHAO 103.95 3.04 585 -3358 70 51 0.95 03.08.08  10.00 1800 - BB+/ -/ --
Ap.obn.-4 105.30 020 712 125 147 149 1.64 26.05.09  10.50 1000 - -
Ap.o6n.-5 9995 -024 7.74 18.8 232 223 1.33 30.12.08 7.75 500 1 -]
Ap.obn.-6 10060 0.050 7.14 -2.33 124 126 2.30 19.04.11 7.75 2000 -- -] -
Ap.obn.-7 10148 -0.029 7.9 1.20 132 140 221 30.03.10 8.50 3500 306 -]
Apocnasnb-1 101.15  -0.28  8.58 171 291 291 1.69 17.12.09 9.00 400 13 -]
CenbCckoe X03AUCTBO
Arpuka 100.00 0.025 12.08 -4.50 738 697 01.04.08 0.60 29.09.09 11.80 1000 - -]
Arpokom 101.00 0.00 940 -0.15 400 389 23.12.08 1.29 21.06.11 10.00 1500 - -]
Al'poCoto3 100.15 0.00 13.85 0.050 826 822 1.56 21.05.09 13.28 500 - -
ArpoxonamnHr 100.24 012 13.34 829 820 0.92 24.07.09 1275 1000 -- -] -
Apkaga-1 100.42 0.00 12.93 -0.34 795 7M1 0.73 28.06.08  13.20 600 1 -]
Apkapa-2 100.50 -0.14 13.26 13.6 800 779 1.09 20.02.09 13.31 700 1 -]
Apkapa-3 10041  -024 13.64 246 843 824 02.10.08 1.04 31.03.11 13.65 1200 26 -
Benrpatkopm-1 100.02 0.00 11.26 0.31 742 652 04.12.07 0.30 02.12.08  10.90 700 -- -] -
Benbiit perat 100.75 -0.085 12.68 26.7 878 790 13.12.07 0.32 171209 1450 1000 0 -]
BonwebHblit Kpait 100.02 0.00 11.63 -0.080 777 688 04.12.07 0.31 02.12.08  11.50 500 - -]
3epH.komn. Hacrtiowa 100.10 -0.055 12.71 7.28 765 744 20.06.08 0.82 18.12.09 1250 1000 5 -]
Mwpatopr-1 100.00 0.00 1157 -0.12 640 623 07.08.08 0.97 02.08.12  11.25 2500 - -
MutnaHg 100.00 0.00 13.09 -0.070 870 808 19.02.08 0.50 16.02.10 12,50 1000 1 -]
Moccenbnpom 100.41 022 1249 -195 713 701 1.25 12.12.08 12,50 1000 1 -]
MsicKopn EBpocepsuc-1 100.52 0.035 1219 -125 824 739 0.34 18.12.07  13.25 1500 - -] -
Oro-arpo-2 100.04 -0.25 13.32 225 801 782 1.17 25.02.09  12.95 1200 52 -]
Oro-arpo-3 100.25 0.10 1358  -13.7 850 829 04.07.08 0.86 09.07.10  13.50 1500 43 -]
MABA-2 103.00 0.00 852 -1.60 354 333 09.05.08 0.72 21.10.11 12.50 1000 - -]
Pasrynsit-2 10048 0.025 964 -4.61 493 453 01.04.08 0.61 27.09.11 10.25 2000 - -]
Pasrynsit-3 101.77 0.050 999 -3.74 448 441 20.03.09 145 16.03.12  10.99 3000 - -]
Pycarpo 100.00 0.00 867 -0.010 355 335 0.91 19.07.08 8.50 1000 - =]
Pycckue macna-2 99.95 0.020 1290 -1.98 768 750 02.10.08 1.05 29.03.12  12.50 1000 -- -] -
CaxapKomn 99.87 -0.080 13.28 12.2 830 809 13.05.08 0.72 10.11.09  12.75 2000 1 -]
Cwu6.arpapH.rpynna 100.00 0.00 11.99 0.34 825 731 2111.07 0.26 20.05.09  11.50 400 - -]
CoppyxecTBo 101.50 0.00 9.89 -0.050 412 416 1.96 22.10.09 1045 2500 - -
Yepkusoso 100.38  0.050 879  -3.20 313 315 02.06.09 1.68 31.05.11 8.85 2000 - -]
TenekoMMyHuKaLmm
Apkten 99.70 0.00 12.71  0.010 759 740 18.07.08 0.90 17.07.09  12.00 200 - -
BonraTen-2 101.50 0.00 7.09 -0.30 172 160 02.12.08 1.25 30.11.10 8.20 3000 0 BB-/ -/ --
BonraTen-3 103.10 -0.100 7.12 4.71 129 134 2.10 30.11.10 8.50 2300 14 BB-/ -/ --
BonraTen-4 101.86 079 720 -434 145 149 08.09.09 1.91 03.09.13 7.99 3000 87 BB-/ -/ --
[anbCBs3b-2 10380 -058 7.41 23.6 150 157 02.06.10 245 30.05.12 8.85 2000 0 -/-/B
[ansCBsi3b-3 101.75 -020 7.10 18.6 183 161 1.10 03.06.09 8.60 1500 -- -[-/B
MrTC-4 101.55 000 484 -083 6 -32 23.04.08 0.68 22.04.09 7.10 1500 - BB-/Ba3/ --
MrTC-5 100.50 0.00 652 -0.32 150 130 27.05.08 0.77 25.05.10 7.10 1500 - BB-/Ba3/ --
Mera®oH-3 101.80 0.00 654 -1.22 172 140 0.65 15.04.08 9.25 3000 - BB/Ba3/BB+
Paguonet 100.02 -0.035 11.75 3.98 659 638 0.96 27.08.08 1145 600 18 -]
C3T-2 100.16 0.00 644 -2.06 306 211 0.14 03.10.07 7.50 1500 - BB-/ -- /B+
C3T-3 101.32 0.00 691 -1.40 243 187 28.02.08 0.53 24.02.11 9.25 3000 -- BB-/ -- [B+
C3T-4 102.80 030 739 -101 138 140 3.09 08.12.11 8.10 2000 1 BB-/ - /B+
CubTen-5 101.26 -0.035 743 4.62 253 226 0.68 25.04.08 9.20 3000 - - [ - B+
Cu6Ten-6 100.68 015 732 -150 210 192 18.09.08 1.04 16.09.10 7.85 2000 - - [--[B+
CubTen-7 102.55 0.00 720 -0.25 155 157 1.65 20.05.09 8.65 2000 -- --[ - [B+
CMAPTC-3 99.30 -0.70 20.04 5822 1667 1,572 02.10.07 0.13 29.09.09 1410 1000 1 -
YPCU-4 100.70 -0.010  6.69 0.65 309 213 0.22 01.11.07 9.99 3000 1 BB-/ -- IB+
YPCW-5 101.70  0.020 6.67 -4.11 183 152 0.66 17.04.08 9.19 2000 - BB-/ -- /B+
YPCU-6 101.10 -0.050 7.40 413 206 193 20.11.08 1.21 17.11.11 8.20 2000 45 BB-/ -- IB+
YPCW-7 101.68 0.095 739 -6.75 186 181 17.03.09 148 13.03.12 8.40 3000 - BB-/ -- /B+
LlentpTenerpadp-3 100.80 0.00 954 -0.11 398 395 1.51 01.04.09 9.75 700 - B/ -/ --
LITK-4 112.50 0.00 718 -0.79 149 149 1.74 21.08.09 13.80 5623 - B+/ -- /B-
LITK-5 101.02 0.00 718 -0.21 200 181 02.09.08 1.00 30.08.11 8.09 3000 -- B+/ -- /B-
IOTK-3 10049 0.0050 7.62 -9.27 419 323 09.10.07 0.15 10.10.09  10.90 3500 20 B-/1B1/ --
IOTK-4 10390 0.090 756 -6.71 204 192 1.46 09.12.09  10.00 5000 4 B-/B1/ -
IOTK-5 99.88 -0.050 7.74 212 181 188 02.06.10 2.54 30.05.12 7.55 2000 - -]
TpaHcnopTHble
NBTI-1 100.00 - 11.04 - 655 575 03.02.09 1.42 03.08.10  10.75 1000 - -]
KAAL-2 10040 0.080 9.08 -325 531 439 2211.07 0.27 22.05.08 10.50 3000 1 B/ /-
KO Aswa-1 100.06 0.039 1325 -6.47 838 809 23.04.08 0.66 21.0410  13.00 1000 2 -]
MMK-TpaHcOun 101.00 -0.25 10.56 30.1 546 526 0.88 10.07.08  11.50 650 - -]
PX[ 12 103.55 0.00 681 -0.23 100 96 2.05 30.06.12 8.38 12 570 - BBB+/A3/BBB+
PX[-2 100.71 0.00 544 -2.04 157 69 0.31 05.12.07 7.75 4000 - BBB+/A3/BBB+
PX[-3 104.30 0.00 639 -0.24 55 62 2.12 02.12.09 8.33 4000 - BBB+/A3/BBB+
PX[-5 100.75  -0.11  6.21 8.23 74 67 1.40 22.01.09 6.67 10 000 3 BBB+/A3/BBB+
PX[-6 10247 -0.022 6.59 0.75 61 66 2.90 10.11.10 7.35 10 000 479 BBB+/A3/BBB+
PX[O-7 104.43 017 664 -394 43 48 4.37 07.11.12 7.55 5000 157 BBB+/A3/BBB+
TpaHcaapo 99.90 -0.090 11.02 7.04 554 548 1.41 05.02.09  10.66 2500 0 -
Yetb-lyra 102.30 0.00 9.16 -0.090 329 336 2.20 11.02.10 9.90 600 - -]
OiptOHMOH 100.13 013 1211  -7.54 633 637 2.00 10.11.09  13.50 1500 22 -]
10Taiip-2 100.30 024 920 -463 463 414 11.03.08 0.56 10.03.09 9.45 1000 - -]
10Taip-3 100.50  0.050 10.22  -4.39 484 473 16.12.08 1.27 14.12.10 1040 2000 1 =]
DuHaHCOBbIEe
ABH AMPO 10 99.94 0.00 6.01 -0.020 9 18 2.46 29.03.10 6.00 2500 - AA-/Aat1/AA
Abcontot baHk-2 101.25 0.00 669 -0.35 161 140 0.85 30.06.08 8.00 1000 - -- [Baa3/A-
AsToBa36aHK-1 100.01 0.045 1246  -8.11 772 734 04.04.08 0.62 02.0410  11.95 800 1 --[Caall --
AVKK 105.58 -0.93  6.55 72.9 120 107 1.23 01.12.08  11.00 1070 - -]
AVXKK (Kem.obn.)-2 101.80 -0.0050 8.54 0.17 257 258 2.81 23.08.11 9.00 1000 - -] -
AMKK 17 (CLN) 100.25 0.00 759 0.010 132 133 15.0215 5.31 15.02.17 7.43 2000 - -]
AWK Pecn. Antaii-1 100.00 0.00 11.71  0.020 582 588 2.26 13.0410 11.25 300 - -
AVKK-2 109.99 0.00 666 -0.46 78 87 2.24 01.02.10  11.00 1500 -- -]
AKK-3 10552 -0.14  6.50 7.07 78 74 1.80 15.10.10 9.40 2250 0 -]
AVKK-4 107.48 0.00 692 -0.11 80 84 3.77 01.02.12 8.70 900 0 -]
AVKK-5 10135 -035 7.19 9.22 104 108 3.97 15.10.12 7.35 2200 41 -]

ANXKK-6 10172 021 723 456 99 101 4.80 15.07.14 7.40 2500 - /-]



. WU3m. 3a o - fara [wopa- [ata CraBka O6bem 0O6bem KpeautHbIi

ﬂonroaou HCTDYMCHY LleHa AeHb ﬂOXOA- Wam. 3a HommHansheii  Z Od)eprI uua norawleHna KynoHa BbiMyCka TOPros peﬁTMHI’
% HOCTb AeHb cnpag cnpap (S&PIMoody'sI

Homou:;na n.n. % 6.n. 6.n. 6.n. ner % MIH.py6. MAH.py6. Fitch)
AVDKK-7 10295 0. : . . 150716 1. —[/=[l=
AVKK-8 10275 0045 7.31 -0.89 103 105 536 150618 763 5000 26 oy
AVKK-9 10237 000 723 0.0 9% 96 150215 524 150217 749 5000 - -]
AVDKK-A 10015 000 7.06  0.00 111101 273 150239 694 2900 ~ ~ /A3 -
AK BAPC-2 10014 0020 805 157 258 251 139 220109 800 1500 1 - [Ba2/BB-
AkvBarik 10040 013 11.23 -21.0 635 607 240408 067 230409 1160 600 0 Sy ey
AnbchaduH-2 10001 000 696 -0.020 223 185 020408 062 310310 688 2000 - -]
Bark Mockasl 09 10149 053 663 257 80 86 241 251109 725 5000 - - IA3/BBB
Bark HOK 9978 000 11.22 101 757 662 071107 023 120509 980 1000 - EEE
Barik PK 10105 025 959  26.1 442 422 020908 098 020310 1045 2000 0 B-/B1/B-
Bark PK 08 (CLN) 10035 000 1021 -0.53 52 502 072 120508 1050 2660 - B-/B1/B-
Barik Coio3-1 10120 021 766  30.9 275 250 068 240408 925 1000 - B-/B1/ -
Barik Coi03-2 10020 0050 692 -394 352 257 041007 014 051009 837 2000 - B-/B1/ -
Barik CI6 9955 000 989 014 484 463 19.06.08 082 220609 900 1000 - - Bad/
BaHOKMIOMH 10000 000 956 0100 558 474 211207 035  19.1208 925 500 - ~/-ICCC+
BaHKITpoeKTOMHaHC 10014 000 11.90 -0.17 645 635 136 120209 1250 500 - -]
BEPP 11230 000 409 067 169 -164 197 111009  10.00 575 - -~ /Baad/ -
BoapoxzeHite 10210 0070 818 3.1 229 237 226 030310 895 3000 0 - Ba3/ -
Egg?“”b'” R 10100 000 870 -0.71 409 362 19.0308 057  17.0310 1030 1500 3 - B3/
BTE 09 10178 000 594 0.7 3B 33 156 130409  7.00 10000 - BBBJA2/BBB*
BTB-4 10080 000 498 -0.73 34 11 200308 058 190309 630 5000 - BBB+/A2/BBB*
BTE-5 10004 000 596 -0.010 104 79 240408 068 171013 590 15000 ~  BBB+/A2BBB+
BTE-6 9996 000 592 0090 81 61 1607.08 090 060716 575 10000 - BBB*/A2BBB+
FasGarik 10025 0055 965 -225 589 497 201107 027 251108 1050 750 5 - B2 -
FasnpomBank 10 10171 0036 661 150 7280 227 220210 725 10000 = BBBJA3/ -
FasnpomGari-1 10000 043 722 145 121 126 312 270141 710 5000 30 BBB-/Baa2/ -
Fa3npomGari-2 10022 000 579 083 197 107 28.11.07 029 201143 654 5000 - BBB-/Baa2/ -
noBakcBaHK 10000 023 1127 433 671 620 130308 056 150310 1100 2000 155 iy
[TIB-Unoeka 10152 0020 760 -0.90 167 162 253 291236 800 3000 0 ~ Baa2/ -
[enstakpeur-1 10050 000 6.96 -0.060 112 119 214 014209 709 1500 - -~ /Baa2/ -
EBpokomvepy 10090 000 898 -2.34 498 416 211207 035 181209 1150 1000 - - /B2 -
Espokomvepu-3 100.15 -0.100 956  8.33 417 406 191208 128 180610 948 3000 4 - /B2 -
Kuncouunoteka 9990 0050 1217 274 861 765 251007 020 221009 1150 600 0 = /==
Kuncoumnotexa-2 10000 000 11.25 0030 642 610 17.0408 065 141010 1100 1500 0 oy
KK-OHarc 10005 0100 1454 325 1058 973 201207 034 241209 1400 1000 1 -]
3eHuT-2 10112 000 773 0.1 226 217 140 160209 839 2000 ~ - /Ba3/B
3eHuT-3 10021 0010 7.65 551 394 301 141107 025 094111 845 3000 80 - /Ba3/B
3eHuT-4 10028 000 7.80 -0.13 306 268 040408 062 060410 813 3000 - - IBa3/B
WBecTToprGank-2 10006 000 1043 0.010 517 500 110 141008 1025 350 - -]
WHTexBaHk-1 100.00 12.47 738 721 310708 097  3007.09 1210 500 - -]
Kenp K5-1 10000 000 1193 -057 853 758 014 051007 1150 450 - - /B2 -
Kenp KB-2 10046 0085 10.74 -16.4 612 565 18.0308 057 150909 1115 1000 4 - B2 --
KT dun 10321 0040 758 265 219 208 128 181208 1000 2000 0 CCCH/ [~
KT Out-2 10241 0051 780 562 259 240 17.0908 1.03 230310 1000 2000 22 CCCH - -
KMB-Bak-2 10025 0025 767 207 230 219 031208 125 304141 775 3400 - -~ [Baa2/ -
Kpenur Espona 9920 -086 900 972 384 366 060808 096 030210 794 3500 60 -~ [Bat/ -
Noko-BaHk-2 10071 0010 991 -2.05 503 475 067 220408  10.65 500 2 - /B2/B-
Macrep-Bati-2 10173 048 930 -68.1 430 409 075 230508 1150 1000 11 - -
Macrep-Baki-3 10085 -0.18 899 565 512 423 051207 031 304141 1175 1200 18 =l/=ll=
MEM-Barik-3 10005 000 726 -0.92 387 292 041007 014 011009 760 6000 - BB/Bat/BB-
Mepgens-Oun 10000 -0.075 1346 130.1 1029 95 0509.07 006  01.09.10  13.00 750 0 =I/=ll=
M3 9962 -013 1341 544 99 875 161107 026  17.11.09 1165 800 - iy
MIA-2 10090 0045 7.87 534 271 253 096  09.0808 860 1000 - =
MIA-3 10015 0025 602 -77.6 290 228 30.0807 004 240212 940 1500 ~ -
MKB-2 10050 0070 885 254 497 409 061207 031 040609 1040 1000 11 ~ [B1/B-
MKB-3 9975 -015 997 128 458 448 171208 128 160610 955 2000 0 -~ B1/B-
MITK 9913 046 1410 -30.6 841 843 174 230709 1290 550 - -]
MMB-2 10085 000 482 -0.95 46 18 130208 049  11.0209 650 3000 ~ BBB-/ -- /A-
MockommepLaHK 10037 0010 815 235 429 340 051207 031 101208 930 1000 - = /==
MockommepLGaHk-2 9986 000 873 0.090 358 337 19.0808 096 150211 840 3000 - oy
MockommepuGaHk-3 99.78 -0.046 9.02 287 333 33 17.0609 172 120643 870 5000 116 -]
MocO6nMnotArercrao 10150 000 852 -0.070 261 264 239 211210 900 1500 ~ - /Ba2/ -
MocOOMMANOTATeHCTEO- 40082 000  7.82 -0.020 188 185 263 070041 799 3000 - - 1Ba2/ -
g"°°°5“"'"°TAre”°TB°' 9987 000 799 0030 261 250 131208 128 140614 775 5000 - wf o]
MocoGnTpact 10000 0020 919 -1.52 375 358 135 260909 900 3000 14 /=l =
MocoGrpact-2 9950 020 954 -14.2 399 395 260309 149 260311 899 4000 - B/
Homoc-6 10015 000 - - - - 000 160807  10.00 800 - - Ba3/B+
Homoc-7 10023 0030 7.66 -9.91 369 285 181207 034 160609 825 3000 1 -~ /Ba3/B+
OprpacGank 10010 000 602 0010 50 46 145 100209  6.00 500 — — (/= (z
OpeHBypr VKK 10070 000 923 0020 318 319 337 210212 924 1000 - Sy
OTkpbiTHe 9928 000 1215 0.9 683 669 118 11.11.08  11.00 200 - ~f=f=
MeTpokommepu-2 10045 0025 842 140 29 272 185 310809 850 3000 - B+/Ba/ -
MpoBu3bank-5 100.05 00050 883 -158 569 500 020907 005 29.0409 969 1000 - - | = [B-
Mpomce6-4 10020 000 730 -1.06 369 273 022 011107 820 600 ~ B+/Bad/B+
Mpomce6-5 9975 000 830 0010 264 266 21.0509 166  17.0512 799 4500 - B+/Ba3/B+
PABOBaHK 17 10000 000 689  0.00 48 54 735 060617 690 2000 - AAA/AGa/ --
PeHUHC DHaHc 9946 0055 1159 -9.38 688 647 010408 061  30.0310 1040 750 - -]
PocGaHk 09 101.88 000 7.15 -0.090 138 143 194 300909 800 7000 ~ B+/Ba2/BB-
Poc6atik-1 10191 000 652 027 104 9 140 150209  7.89 3000 - B+/Ba2/BB-
PCXB-1 10010 000 7.26 -0.070 23 202 078 040608 720 3000 - -/Baa2/BBB+
PCXB-2 10250 023 723 752 122 126 306 160211 785 7000 41 - [Baa2/BBB+
PCXB-3 10042 033 728 151 139 147 180210 227 090217 734 10000 493  -/Baa2/BBB+
PTK-MnanHr-4 9995 0050 906 115 480 403 045 080408 880 2250 - — /==
PTK-nanHr-5 10001 000 827 -3.10 521 507 002 120810 880 2250 - Sy
Pyc.Mex,Bank 10008 0025 1113  -3.99 623 506 260408 068 27.0409 1100 1000 - =f=f=
PycCrana-3 9976 000 2018 136.7 1712 1,680 002 220807 840 2000 - BB-/Ba2/BB
PycCranz-4 10006 031 830 -59.7 380 325 053 030308 825 3000 3 BB-/Ba2/BB
PycCrana-5 10000 -015 867 153 347 328 110908 102  09.0910 850 5000 - BB-/Ba2/BB
PycCraHa-6 10002 000 700 -17.5 395 385 002  09.0211 810 6000 - BB-/Ba2/BB
PycCrana-7 99 000 879 0.4 412 369 250308 059 200911 850 5000 - BB-/Ba2/BB
PycCrana-8 9901  -059 934 561 407 391 171008 112 130412 825 5000 180 BB-/Ba2/BB
PycdHarc-1 10164 000 641 -0.29 105 93 125 021208 765 1500 - BB/Baa2/ -

Pycdunanc-2 10135 000 650 -0.19 13 101 125  02.12.08 7.50 1500 - BB/Baa2/ --
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[onroBoii MHCTpyMeHT  LleHa

PycdunHaHc-3 99.20 13.05.09 BB/Baa2/ --
PyccuHaHc-4 99.80 0.00 7.98 0.040 210 217 2.24 12.02.10 7.74 4000 - BB/Baa2/ --
Pycb-baHk 102.51 -0.090 845 5.95 293 287 1.46 19.03.09  10.00 1400 - -]
Pycb-BaHk-2 100.65 -0.050 9.01 5.27 386 365 22.08.08 0.96 22.02.10 9.50 2000 8 ]
Cb baHk 101.00 020 946 -124 377 380 1.75 02.07.09 9.85 1500 0 -]
Cb 6aHk-2 9990 0.050 983 -6.66 479 458 13.06.08 0.81 11.06.10 9.50 1000 - — -]
CBs3b-baHk-1 100.05 -0.0067  9.17 0.49 356 355 23.04.09 158 21.04.11 8.90 2000 - - [B2/ --
CesepHas KasHa-1 100.00 -0.100 11.13 75.6 773 677 05.10.07 0.14 05.10.09  10.75 1000 6 ~[-1-
CKB-baHk-1 99.90 -0.050 10.24 6.79 519 498 19.06.08 0.81 24.06.10 9.75 1000 11 -]
CnasuHBecTbaHK-2 100.05 000 883 -0.61 524 428 29.10.07 0.21 27.10.08 9.00 900 - -- IB1/B-
CobuHbaHK 100.30 012 1089  -52.3 718 624 14.11.07 025 13.05.09  12.00 1048 2 -]
ConupapHocTb 100.00 0.050 11.17  -18.1 732 642 04.12.07 0.30 01.12.09  10.75 1000 55 - /B3/ -
ConupapHocTb-2 99.66 0.0050 11.70  -0.76 681 654 22.04.08 0.67 20.04.10  10.70 950 - -- B3/ --
Cnypr6-1 99.75 0.00 10.66 1.42 696 601 0.25 15.11.07 9.25 500 - -/ - B-
Cnyp16-2 100.00 -0.030 11.17 417 615 593 05.06.08 0.77 31.0512  10.74 1000 - -]
Tat-MHK 100.00 000 1129 -0.15 694 631 0.48 06.02.08  11.00 500 - ~[-1-
TatorabaHk-3 100.61 000 790 -2.20 416 322 20.11.07 0.26 19.05.09  10.00 1500 - -- B2/ --
TpaHckanutanbaHk 100.00 -0.15 9.52 21.2 451 429 29.05.08 0.76 01.06.09 9.20 800 0 -/
TypaHAnem ®ux-1 100.13 000 782 0.010 204 209 1.97 06.10.09 7.75 3000 - -]
YBPuP-2 100.08 -0.075 10.54 9.56 547 526 03.07.08 0.85 02.07.09 10.25 1000 - B-/B3/ --
Ypan/aLlextp 100.00 0.00 11.62 0.090 807 711 24.10.07 0.20 28.10.09  11.50 1000 - -]
YPCA Bank 10 (9.125%) 10017  -063 9.25 29.8 338 345 2.22 26.02.10 9.12 5000 - --/Ba1/B
YPCA Batk-2 99.34 -016 8.38 13.7 300 289 1.26 12.12.08 7.60 1500 - -- [Ba3/B
YPCA BaHk-3 102.50 000 824 -0.21 257 259 1.68 04.06.09 9.60 3000 30 -- [Ba3/B
YPCA baHk-5 10546  -049 8.65 14.2 258 260 3.44 18.10.11  10.05 3000 34 -- [Ba3/B
YPCA BaHk-6 100.08 0.00 7.73 -0.080 282 257 0.68 24.04.08 7.65 1500 - -- Ba3/B
®uHaHc WHTep-2 100.00 000 752 -0.65 430 347 0.08 12.09.07 7.50 2500 - e
®UHAHCKOHTPaKT 99.77 -024 1655 4564 1339 1,267 0.06 04.09.07 1170 700 0 —[-]-
XKob-2 9948  -0.18 9.79 12.2 416 416 12.05.09 1.62 11.05.10 9.25 3000 39 B+/Ba3/ --
XK®B-3 100.14 -0.84 9.63 85.5 442 424 18.09.08 1.04 16.09.10 9.45 3000 - B+/Ba3/ --
XKob-4 100.27  -0.42 10.06 40.8 479 463 15.10.08 1.1 12.10.11 9.95 3000 0 B+/Ba3/ --
LleHTp-MHBecT 10012 -0.025 9.56 9.93 588 494 10.11.07 0.24 11.11.09  10.00 1500 - - [B1/ -
OkcnobaHk 100.28 -0.050 10.33 14.5 632 550 25.12.07 0.36 29.12.09  10.75 1000 - - [B3/ -
OkcnobaHk 07 (CLN) 100.30 000 520 -36.2 206 139 0.05 03.09.07 1175 1400 - - /B3/ -
OnekTpoH-1 100.10 -0.054 11.87 9.05 708 673 0.64 13.04.08  11.75 500 2 -]
OnemeHT JTnauHr 100.27  0.070 1257  -13.1 790 747 26.03.08 0.59 240310 1250 600 - -/
Onewmra-1 99.75 0.00 11.61 0.41 729 663 0.47 08.02.08  10.60 200 - -]
ONK-®uHaHe-1 100.03 0.080 14.68 -14.7 994 955 23.04.08 0.62 28.0410  14.00 1000 3 ~[-1-
tOHnactpym-1 101.00 0.00 10.53 -0.060 508 498 1.37 17.02.09  11.00 1000 - -- B2/ --
tOHuacTpym-2 100.80  -0.15 10.39 14.2 513 496 17.10.08 1.10 19.04.10  10.90 1500 - - [B2/ --
Xumuueckue
BMY-®uH. 100.78 018 892 -527 490 408 25.12.07 0.36 2212.09  11.00 1500 - -]
[oporoByx-1 100.70 000 783 -0.38 278 258 0.81 11.06.08 8.60 900 - -/
Kyinb6A3oT-2 101.00 0.025 864 -0.87 264 267 3.02 04.03.11 8.80 2000 - -]
Hukocxum-MHB-2 100.16 000 1164 -017 593 595 1.78 20.08.09 1230 1500 - — -]
Huton-2 102.25 0.010 1091 -0.64 508 514 2.08 15.12.09  11.75 2200 5 -]
HKHX-3 100.25 000 291 -233 23 90 0.05 01.09.07 8.00 2000 - -/~ [B+
HKHX-4 103.35 -041  7.90 27.2 235 231 30.03.09 149 26.03.12 9.99 1500 4 - [--[B+
Hadme-2 100.32 0.076 10.00  -10.1 494 473 18.06.08 0.82 16.12.09  10.20 1000 - — -]
CAHOC-2 105.55 025 740 -126 160 165 2.03 10.11.09  10.00 3000 - -]
Cubyp 100.68 0.00 749 -0.030 168 174 05.11.09 2.05 01.11.12 7.70 1500 - -- [Ba2/BB
CHX3 100.00 0.00 10.77  0.080 739 645 02.10.07 0.13 29.09.09  10.70 1000 - -]
YpanXumKomn 100.33 0.00 10.09  -0.60 585 515 25.01.08 044 21.01.11  10.50 500 - ot
JHepreTuka
AtomcTpoitakcnopT-1 100.14 000 7.80 -0.010 214 216 26.05.09 1.68 24.05.11 7.75 1500 - -]
Batukupas-3 101.00 -013 7.85 9.02 230 227 19.03.09 1.50 09.03.11 8.30 1500 16 -]
T'mopoOrk-1 103.82 -0.080 7.08 2.34 102 106 3.39 29.06.11 8.10 5000 227 -- [Baa3/ -
ESCK-2 101.00 -040 848 17.6 257 264 08.04.10 2.36 05.04.12 8.74 1000 1 -]
TNenanepro-2 10232 -023 8.07 6.34 194 199 3.80 27.01.12 8.54 3000 113 -]
JleHanepro-3 100.15 014 814 -3.78 200 203 3.90 18.04.12 8.02 3000 0 - [
MocsHepro 10122  -0.11  7.02 5.85 126 130 15.09.09 1.92 13.09.11 7.54 5000 201 BB/ -/ --
MocaHepro-2 102.55 -0.050 7.1 1.30 98 101 23.0212 3.80 18.02.16 7.65 5000 9 BB/--/--
MO3JCK 101.36  -0.028  7.80 0.82 173 176 344 06.09.11 8.05 6000 98 /-]
OrK'5 10042 0053 741 -2.85 164 168 01.10.09 1.96 29.09.11 7.50 5000 134 -- [Bad/ -
OrK 6-1 9996 0080 770 -3.43 179 186 22.0410 243 19.04.12 7.55 5000 201 -]
[MepmaHepro-1 100.54 014 808 -591 215 222 25.05.10 250 22.05.12 8.15 1000 14 -1
TataHepro-1 10129 0065 745 -13.0 289 238 0.56 13.03.08 9.65 1500 6 -]
TrK-1 100.33 -0.15 7.75 6.71 185 192 16.03.10 2.33 11.03.14 7.75 4000 - -]
TrK-10-1 100.00 000 7.74 0.040 205 208 18.06.09 1.74 17.06.10 7.60 3000 26 -]
TrK-4-1 99.92 -0.057 7.79 3.54 211 214 04.06.09 1.70 31.05.12 7.60 5000 46 ~[-1-
TrK-6 99.98 -0.100 7.65 20.2 319 262 26.02.08 0.52 21.02.12 7.40 2000 - -]
TtomeHb3Hepro-2 100.00 -0.050 7.84 2.18 193 201 01.0410 237 29.03.12 7.70 2700 0 -]
®CK-1 101.08 012 562 -36.7 165 82 0.34 18.12.07 8.80 5000 - BB+/Baa2/ --
®CK-2 103.95 -025 6.82 9.66 88 94 2.58 22.06.10 8.25 7000 15 BB+/Baa2/ --
®CK-3 10059 -021  6.73 17.1 134 123 1.28 12.12.08 7.10 7000 524 BB+/Baa2/ --
®CK-4 102.16 -0.090 6.80 2.54 71 75 3.57 06.10.11 7.30 6000 123 BB+/Baa2/ --
®CK-5 101.05 -0.14 681 6.74 96 104 2.14 01.12.09 7.20 5000 7 BB+/Baa2/ --
YensabaHepro-1 100.35 -0.030 8.04 411 305 284 15.05.08 0.73 13.05.10 8.40 600 5 — -]
OneproCrpoit-1 100.08 -0.075 9.64 6.62 430 417 21.11.08 1.21 20.05.11 9.50 1500 - -]
OrK TrK-8-1 10048 0.050 7.84 -3.26 219 221 14.05.09 164 10.05.12 8.00 3500 - ]
AkyTckaHepro-2 100.76  0.010 823 -0.74 271 265 12.03.09 146 09.03.12 8.59 1200 - o et e
[pyruve
AsTobaH NHB 100.15 0.00 1208 -2.95 876 784 25.09.07 0.12 23.09.08  13.00 250 - e
And 100.00 0.00 1198 -0.46 801 717 19.12.07 0.35 17.06.09  11.75 1500 17 e
ALIBK-WHB-3 100.56 014 694 -895 344 248 18.10.07 0.18 14.04.11 9.95 1500 1 —[-]-
BocTokuemeHT 100.01  -0.17 1215 66.6 838 746 22.11.07 027 19.11.09  12.00 800 0 -]
I'peiic-1 100.00 0.00 1391 -0.050 856 843 11.12.08 124 07.06.12  13.50 300 - -1
[13-OuH 99.25 0.00 12.35 0.36 734 713 0.75 23.05.08  11.00 400 - -]
EBpokommepu-2 99.60 -020 10.22 27.0 518 497 12.06.08 0.81 10.06.10 9.49 3000 - - [B2/ -
Vickutum-2 101.05 023 812 -1124 446 351 07.11.07 0.23 05.11.08  12.50 500 - -]
KoHuepH KAPO 101.05 045 1146  -59.1 640 619 24.06.08 0.83 2212.09 1250 700 20 ~[-1-
Kocwmoc-1 100.20 0.00 1126 -0.030 620 600 19.06.08 0.82 16.06.11  11.25 2000 - -]
MuHHecko Hosocub 10020 -0.38 14.09 20.5 828 833 2.03 10.12.09  13.75 500 1 -/
MyHuumnHeecTKomn 100.00 -0.020 13.61 2.23 846 825 01.09.08 0.96 01.03.10  13.20 500 1 -]
HIK 99.78 0.020 1334 474 904 838 0.47 31.01.08 1245 500 - ~[-1-

lMeHonnake 10098 0.8 1023 -238 518 497 19.06.08 0.82 17.12.09 1125 1500 0 /-]



o WU3m. 3a o fata [iopa- Oata CraBka 06bem O6bem KpeauTHbIn
Ronrosoit ncTpyment  Lieha AeHb Roxon- Hsu. 3a HomuHanbHbIH otepTbl LMA noOralwleHUs KynoHa Bbimycka TOProB PEeNATHHr
. HOCTb  [JeHb cnpag (S&P/Moody's/
Honfuz;na n.n. % 6.n. 6.n. .M. ner % MIH.py6. MAH.py6. Fitch)

PKC-1 100.38 -0.050  7.53 254 307 17.10.07 15.04.09

Pbi6Ka63as 100.80 0.0035 957  -1.43 506 453 04.03.08 0.54 28.0212 1075 1000 4 -]
Canagatcrekno 101.85 000 859 -1.22 394 349 0.59 25.03.08 11.60 750 - -]
Canagatcrekno-2 10013  -0.095 8.72 45.6 512 416 31.10.07 0.21 28.10.09 9.28 1200 10 -]
CamapPe3ep3asop 9964 0.085 1398 -27.7 1005 919 13.12.07 0.33 10.12.09  12.50 600 - —[-]-
Ceskabernb 100.28 025 1092 -190.3 751 656 0.14 06.10.07 12,50 500 - -]
Ceskabenb-2 99.85 030 1355 -532.7 1039 965 05.09.07 0.06 28.11.08  10.50 1000 - -]
Ceskabernb-3 100.00 0.00 1172 -0.020 649 632 30.09.08 1.06 27.0312 1125 1500 0 -]
C3MK 98.75 025 1319 -276 803 782 02.09.08 097 02.03.10 11,50 1000 - —[-]-
CubLiemeHT 100.20 0.00 964 -0.050 459 438 0.81 12.06.08 9.70 800 - -]
TAN®-1 9925 0.050 936 -498 416 398 11.09.08 1.02 09.09.10 8.42 4000 4 -]
TepHa-OuH-1 96.00 -1.75 1369 585.6 972 888 18.12.07 0.34 16.12.08 1.00 500 - -]
TepHa-OuH-2 100.03 0.030 1264 -13.7 898 803 09.11.07 0.4 041111 1260 1500 3 —[-]-
TexHukonb-2 9998 0.075 995 -430 420 424 10.09.09 1.90 07.03.12 9.70 3000 - -]
TK dun 99.74 0.00 11.02 0.080 582 563 1.02 18.09.08  10.50 1000 - -]
Tomck-WHBecT-1 100.12 0.00 1296 -0.14 769 753 23.10.08 1.12 22.0410 1250 500 - -]

* B kayectse KK[ (knioueBoit KpuBON AOXOAHOCTH) CMONb3yeTCs kpueas AoxoaHocTn O3



HdoxogHocTb eBpooGnuraumm

MoxoaHocTb Cnpag Kk cyBepeHHoOM
WU3m. 3a K Usm. 3a Diopauus KPUBOW JOXOAHOCTH Crpap k KO CLUA fata CraBka OO0bem KpeauTHbIi
fAeHb MOralweHno  feHb . Z- . Z- - MOralweHus KynoHa BbInycka PEeNTUHF
e fease HoMuHanbHbI# cnpan{ HoMMHanbHbli cnpa.q{ (S&PIMoody's/

% ot Fitch)
roiEre L % 6.n. 6.n. 6.n. 6.n. 6.n. % MITH.

Honroeon
MHCTPYMEHT

Llena

BHelwHue poccuiickue cyBepeHHbIe AONToBbIle 063.

Aries 07 100.59 -0.0040 - — 019 - - —  — 251007 5410 2000 EUR AAAIAaal -
Aries 09 106.23 0.0062 462 058 199 = = ~ = 251009 7.750 1000EUR AAA/Aaa/ --
Aries 14 12468 0.16 541 24 544 49 51 8 78 251014 9.600 2436 USD AAN/Aga -
MuHcw-V 9815 -0.022 558 402 072 11973 85 89 140508 3000 2837USD  BBB+Baa2 -
MuHwH-VI| 9115 -0.0080 562 044 354 43 12 118 135 140511 3000 1750 USD  BBB+Baa2/ -
MiH®uH-VIII 99.34 00038 596 195 023 57 52 135 133 141107 3000 1322USD BBB+/Baa2/BBB
Poccwst 10 103.44  -0.040 556 246 128 - - 101 111 310310 8250 2820 USD BBB+/Baa2/BBB+
Pocaws 18 13947 -0.19 605 181 727 - = 138 123 24.07.18 11.000 3466 USD BBB+/Baa2/BBB+
Pocans 28 17602 -0.30 620 166 1037 - - 140 119 24.06.28 12.750 2500 USD BBB+/Baa2/BBB+
Poccits 30 11016 -0.16 604 216 685 = - 140 121 31.03.30 7.500 18400 USD BBB+/Baa2/BBB+
Poccuiickue KopnopaTuBHble eBpoobnurayum
Anpoca 08 10115 -0.016 644 173 070 97 9% 71 174 060508 8125 500 USD BB-/Baz/ -
Anpoca 14 11118 0,071 689 112 549 9% 9% 233 225 171114 8875 500 USD BB-/Ba2/ -
BBAMNO8(75%) 10018  -0.43 723 555 073 176 175 251 254 140508 7500 150 USD BB-/Ba3/ -
BBAMNO8 (85%)  100.82 -0.017 735 185 074 188 186 263 266  21.0508 8500 150 USD BB-/Ba3/ -
Boinenkom 09 10579  0.032 658 224 170 98 100 216 221  16.06.09 10.000 450 USD BB+/Ba2/ -
Bbimnenkom 10 10237 0.018 694 090 230 130 131 257 254  11.0210 8000 300 USD BB+/Ba2/ -
BbiMrienkom 11 10355  0.053 737 151 354 162 161 293 315 221011 8375 300 USD BB+/Ba2/ -
Beimnenkom 16 10226  0.029 780 047 632 191 190 328 316 230516 8250 600 USD BB+/Ba2/ -
Faanpom 09 109.18  0.067 594 368 195 2 33 158 158 21.10.09 10.500 700USD  BBBIA3/BBE-
Faanpom 10 10592 -0.048 559 146 271 = - ~  ~ 270910 7.800 1000EUR  BBB/A3/BBB-
Faanpom 12 9464 0082 567 178 467 - - ~ -~ 091212 4560 1000EUR  BBB/A3/BBB-
Faanpom 13-1 11457 0.025 645 040 434 64 62 197 203 010313 9.625 1750USD  BBBIA3/BBE-
Fa3npom 13-2 9719 0.19 562 172 260 -5 -0.80 124 127 220713 4505 1222USD  BBBIA3/BBE-
Faanpom 13-3 9860  0.14 629 689 217 66 61 192 191  2207.13 5625 646USD  BBBIA3/BBB-
Faanpom 14-1 9459 -0.019 59 042 556 - - ~ -~ 250214 5030 780EUR  BBBIA3/BBB-
Fasnpom 14-2 9550 -0.076 607 135 606 = = ~ -~ 311014 5364 700EUR  BBBJA3/BBB-
Faanpom 15 98.03 022 610 357 638 - - ~ -~ 010615 5875 1000EUR  BBBJA3/BBB-
Faanpom 16 97.14  -0.031 663 047 7.4 60 61 197 186 221116 6212 1350USD  BBBIA3/BBB-
Faanpom 17 9217 045 614 650 757 - - ~ -~ 220317 5136 500EUR  BBBIA3/BBB-
Fasnpom 17 (5.44) 9381  -0.59 618 814 782 = = ~  — 021117 5440 500EUR  BBBJA3/BBB-
Faanpom 20 (EMTN) 10258  0.044 653 116 395 75 66 207 198 01.0220 7.201 1250 USD  BBB/--/BBB-
Faanpom 22 9.87 -0.16 685 182 926 A 209 184  07.03.22 6510 1300USD  BBB/A3/BBB-
Faanpom 34 12228 -0.34 680 235 1189 57 106 195 182  28.04.34 8625 1200USD  BBBIA3/BBB-
FasnpomHets 09 10591  -0.093 630 58 134 7376 177 181 15.01.09 10.750 500 USD BB+/Bat/
Fennapu 13 10020  0.12 1007 282 439 426 423 559 558 150513 10.125 175 USD B-/Caal/ -
Espas 09 106.90 -0.078 704 363 182 144 145 266 270  03.08.09 10.875 300 USD BB-/Ba3/BB
Espas 15 10039 0.027 818  -046  6.01 23 222 359 348 101115 8250 750 USD BB-/Ba3/BB
Espoxum 12 9814  -0.12 837 315 381 260 259 392 414 210312 7.875 300 USD BB-/ -- /BB-
'ﬁ"sa”‘ﬂpm”“m 10118 0.10 890  -294 349 316 315 447 467 301011 9250 200 USD B/~ /B
Kowmrex 11 99.76  0.056 1013 -000034  1.70 454 455 571 576  19.06.11 10.000 150 USD B =/
'1<53(Eap‘;\lp)"‘3”93yr°”" 9962 -0.027 915 108 260 48 348 476 467 12070 9.000 200 USD - B3/ -
Tykoiin 17 9425 028 748 417 127 13 115 251 238  07.0617 6356 500USD BBB-/Baa2/BBB-
TyKoiin 22 9344 025 739 294 932 124 124 262 237  07.0622 6656 500 USD BBB-/Baa2/BBB-
Merador 09 10270 0.016 671 092 213 108 109 235 233 101209 8000 375USD  BB/Bad/BB+
MMK 08 10099 -0.25 709 219 112 156 157 249 255 211008 8000 300 USD BB/Ba2/BB
MTC 08 10132 -0.083 672 166 045 130 127 196 195  3001.08 9.750 400 USD BB-/Ba3/ -
MTC 10 102.82 0.0038 735 021 277 167 167 296 291 141010 8375 400 USD BB-/Ba3/ -
MTC 12 101.65  0.043 755 120 382 179 178 310 332 280112 8000 400 USD BB-/Ba3/ -
HKHX 15 9991  0.11 852 -0.00039 295 283 283 412 413 221215 8500 200 USD - [B1/B+
HMTN 12 9654 -0.15 788 403 404 210 209 342 365  17.0512 7.000 300 USD BB+/Ba2/ -
HopHuiers 09 101.72  -0.034 624 160 19 63 64 188 190  30.09.09 7.125 500 USD BBB-Baa2/BBB-
Pacnaackas 12 9747 011 823 275 401 244 243 376 399 220512 7.500 300 USD - Ba3/B+
Porbd 10 97.90  0.066 909 264 258 343 343 471 463 280610 8250 250 USD BB-/Baj/ --
Cesepcrans 09 10263  -0.22 677 147 140 120 122 226 232 240209 8625 325USD BB/Ba2/BB-
Cesepcrans 14 10822 -0.25 765 446 505 178 176 312 305 190414 9250 375 USD BB/Ba2/BB-
fg?ﬁgﬁﬁ“wpa"" 9943  0.040 883 -0.00024 173 323 325 442 447 220610 8500 175USD AA = ] -
CrHex 15 101.78  -0.083 727 000020  4.21 147 146 279 303 030815 7.700 250 USD - /Ba1/BB+
Cucrema 08 10219 -0.054 676 698 063 131 129 201 203 14.04.08 10.250 350 USD B+/ - /BB-
Crcrema 11 10390 0.1 757 515 304 186 186 316 320 280111 8875 350 USD B+/B3/BB-
CHTpOHMKC 09 102.54 = 6.16 ~ 147 56 57 145 154 020309 7.875 200 USD — [B3/B-
TMK 09 101.33  -0.053 780 264 192 219 220 344 345 290909 8500 300 USD BB-/Ba3/ -
THK-BP 07 10090 -0.10 671 407 022 132 127 210 209 06.11.07 11.000 400 USD  BB+/Baa2/BBB-
THK-BP 12 9717 020 685 533 396 107 106 239 263 200312 6125 500 USD BB+/Baa2/BBB-
THK-BP 17 9471 0.026 740 042 698 138 138 275 262 200317 6625 800USD BB+/Baa2/BBB-
THK-BP 11 10050  0.12 673 344 349 9 99 229 249 180711 6.875 500 USD BB+/Baa2/BBB-
THK-BP 16 101.08  0.083 733 129 664 133 133 270 259 180716 7.500 1000 USD  BB+/Baa2/BBB-
TpancHedTs 12 9888  0.12 637 299 424 57 57 190 214  27.0612 6103 500 USD BBB+/A2/ -
(nggj”e‘*’“”z 9819 0,024 573 056 437 - - -~ 270612 5381 T00EUR  BBB+AZ -
TparcHedTb 14 9495 011 663 211 539 73 73 208 201 050314 5670 1300 USD BBB+/A2/ -
Uewp-VHaecr 09 97.94 112 1039 777 150 482 483 591 597 03.0409 9.000 175USD ~/Bl/=
Poccuiickne 6aHKOBCKMe eBpoobnmurauumn
ABConIoT GarK 09 10272 0.052 695 359 152 137 139 248 253 07.0409 B8.750 200 USD —~[BaadlA-
AGconior Bark 10 10454 0.088 719 380 232 154 154 282 276 300310 9.125 175USD - [Baa3/A-
AK Bapc BaHk 08 100.01  0.030 797 265 114 244 245 338 343 271008 8000 175 USD - [Ba2/B+
AK Bapc Bank 10 9805 015 903 628 258 337 337 465 457 280610 8250 250USD  BB-/Ba2/BB-
Anbhabaki 08 100.25 -0.065 744 757 086 195 194 275 279 0207.08 7.750 250 USD BB/Ba3/BB-
Anbchabank 09 9951 -0.057 812 303 19 251 252 376 377 101009 7.875 400 USD BB/Bat/BB-
Anbthabaki 12 96.79  0.081 903 209 404 324 323 456 479 250612 8.200 500 USD -/ - /BB-
Anbchabarik 15 98.60 -0.027 912 000010 290 342 342 472 472 091215 8625 225USD B/Ba3/B+
Anbha-Bank 17 96.60 -061 958 00017 366 383 380 514 535 220217 8635 300 USD B+/Bad/ -
BakK 3eHuT 09 9979 012 885 625 199 323 324 449 449 271009 8750 200 USD - /B1/B
Bakik Mockes! 09 103.19 -0.0042 636 -0030 193 74 715 200 201 2809.09 8000 250USD  --/Baa2/BBB
Barik Mockasi 10 10220  0.086 661 29 293 92 92 221 220 264110 7375 300USD - /Baa2/BBB
Bark Mockasl 13 10154 0,068 700 147 471 16 115 250 250 130513 7.335 500 USD - /A3/BBB

BaHk Mockbl 15 10090  -0.11 7.18  0.00037 2.92 149 149 278 277 251115 7.500 300 USD -- IA3/BBB-



NoxoaHocTb Cnpag K cyBepeHHo
Honrosoi LieHa W3m. 3a K Wam. 3a Riopauys KpMBOW OXOAHOCTH Cnpan k KO ClUIA

fata CraBka O6bem KpeauTHbI#

WHCTPYMEHT AeHb noraweHuw  AeHb . Z- . Z- noraweHus KynoHa Bbinycka peﬁTMHI’

.,  odpepre HomuHanbHbIi cnpan‘ HoMuHanbHbIi cnpa.q‘ (S&Pé[\llo:dy'sl

Honf’u:;na n.n. % 6.n. 6.n. 6.n. 6.n. 6.n. % MITH. i)
Bakik Mockebl 17 97.31 -0.017 0.000047 10.0517 6.807 400USD - /Baal/BBB-
ﬁﬁg%@fw 99.25 0.052 986  -2.61 2.05 424 425 550 549  25.11.09 9501  125USD - /Ba3/B
Bark Coi03 10 98.96 -0.020 986 095 228 421 422 548 545 160210 9.375 125USD B-/B1/ -
BVH Barik 09 9749 012 109 777 162 550 552 665 670  18.0509 9500 200 USD B/ /B-
BTE 08 10111 0.030 597 256 127 42 44 142 147 111208 6875 550 USD  BBBJA2/BBB*
BTG 11 10450  0.039 625 109 357 50 49 181 203 121011 7500 450USD  BBB/A2/BBB+
BTG 15 100.85 -0.0053 594 0000015 232 29 30 157 154 040215 6315 750USD  BBB+A2/BBB*
BTG 16 9573 -0.043 554 000015 325 - - ~ - 150216 4250 500EUR  BBB+/A2/BBB*
BTG 35 97.94 -0.0086 641 0070 1328 14 73 151 142 30.06.35 6.250 1000 USD  BBB+/A2/BBB+
FaanpomBark 08 101.20 -0.0050 618 013 115 64 66 159 164  30.10.08 7.250 1050 USD BBH+A3/ -
Faanpombark 11 10505  0.18 646 544 335 73 72 203 219 150611 7.970 300 USD BBH+A3/ -
FasnpomBakk 15 9537 -0.10 726 176 6.21 130 129 266 255 230915 6500 1000 USD BBB-/A3/ -
Kpeawr Espona 08 10020  0.048 773 393 126 217 219 317 322 121208 7.900 250 USD - /Bat/ -
oko-Bark 10 9918  -0.32 1037 146 220 474 474 600 596  01.03.10 10.000 100 USD - [B2/B-
MEPP 08 100.48  0.0040 770 115 052 227 224 291 293 030308 8625 150 USD - [B1/B+
MBPP 09 100.05  0.098 876 58 174 316 317 435 440  29.06.09 8800 100 USD - B1/B+
MEPP 16 9500 0.0 10.59 0.000015 3.0 489 488 619 626  10.0316 8875 60 USD - [B2/B+
?4_”5'\%53""07 10014 0.047 699 161 031 159 155 233 232 074207 7500 250 USD BB/Ba2/BB-
MM Baik 10 9895 013 825 592 226 261 261 387 385 250110 7765 425USD BB/Ba/BB-
MZM Bark 11 10203  0.415 912 458 334 339 338 470 488 210711 9750 200 USD BB/Ba1/BB-
MexTTpomBari 09 9949 069 1059 0015 049 515 512 562 562  31.07.09 9500 100 USD B+/B1/ -
SI0 Jep a1 9874 -0.053 1008 248 227 444 445 571 568 120210 9500 150 USD B+/B1/B
(9.5%)
MKB 09 100.09  0.058 886 -0.0034  0.18 348 343 428 427 211009 9500 100 USD - [B1/B-
MHE 08 9865 -0.026 599 364 086 50 49 130 134 300608 4375 150USD  --/Baa2/BBB
Homoc 09 98.96 -0.085 890 550 162 31 332 445 450 120509 8.250 150 USD - IBa3/B+
Homoc 10 9842  0.068 891 313 227 327 328 454 451 020210 8188 200 USD - /Ba3/B+
Homoc 16 9917 -0.18 9.99 000053 342 426 424 556 576 201016 9.750 125 USD -~ [B1/B+
(”8%}05”'@"'”99”09 9852 -0.0089 900 081 150 M2 344 452 457  27.0309 8.000 225 USD B+/Ba3) -
(réeggf,’/f)"’“”'ep”og 99.04 -0.028 9.21 137 213 358 359 484 482 17.12.09 8750 425 USD B+/Ba3/ -
MpomcasiasGark 10 9928 -0.27 876 1000 273 308 308 437 431 041010 8500 200 USD B+/Ba3/B+
MpomcasiasGank 11 9873 -0.012 912 035 348 338 336 468 489  2010.11 8750 225 USD B+/B1/B-
MpowmcasabGaHK 12 99.96 -0.071 963 190 385 386 384 518 539 230512 9.625 200 USD B-/B1/B-
MpowmcTponGakk 08 10056 -0.0080 625 057 093 75 75 159 164  2907.08 6875 300 USD - /A2/BBB
MpomctpoiGank 15 98.62  -0.010 6.69 0.000046 281 101 101 230 224 290915 6200 400 USD - JA2/BBB-
Pereccanc 08 99.31  0.054 860 467 115 306 307 400 406 311008 8000 100 USD BB-/ -- /BB-
Pereccanc 09 98.70 -0.0036 939 029 205 377 378 503 502 17.11.09 8750 250USD  BB-/Ba3/BB-
Pereccanc 10 9870 017 1002 701 255 436 436 564 556  27.0610 9.500 300 USD B-/B1/B-
Poc.bakPassur. 08 100.20 -0.0095 629 08 097 78 718 164 169 110808 6500 170USD  BBB/Baa2/--
PocGak 09 (9.75%) 10344  0.045 661 487 108 108 106 200 214 240909 9.750 300 USD B+/Ba2/BB-
PocEapobaHk 08 99.86 = 9.11 - 109 358 359 450 456 131008 9.000 150 USD - /B1/
PCX6 10 101.99  0.099 619 342 296 5 50 179 179 291110 6875 350USD  --/Baa2/BBB+
PCXB 13 10374  0.22 638 455 475 54 53 188 188  16.05.13 7.175 700 USD — IA3/BBB+
PCXE 16 100.21  0.085 691 -0.00024 353 116 115 247 269 21.09.16 6970 500 USD -/ - [BBB*
PCXE 17 9650 0.016 679 022 726 74 16 212 200 150517 6299 1250 USD  BBB+/A3/BBB+
(Féyljsg&f‘)””ap”" 96.96 -0.031 972 137 257 405 405 534 525  29.06.10 8485 400 USD BB-/Ba2/BB
Pyc.Cranpapr 07 99.99 0,00 776 067 0.1 239 234 322 321 280907 7.800 300 USD BB-/Ba2/BB
Pyc.Cranpapt 08 99.86 0.0028 831 029 066 285 283 356 359  21.04.08 8125 300 USD BB-/Ba2/BB
Pyc.cranmapr 09 96.72 -0.032 842 1% 189 = = ~ = 160909 6825 400EUR BB-/Ba2/BB
BY;;,%;aHﬂapﬂo 9429 0100 964 373 277 3% 39 525 520 071010 7.500 500 USD BB-/Ba2/BB
Pyc.Craraapr 11 96.05 0.012 991 032 347 420 419 550 562 050511 8625 350 USD BB-/Ba2/BB
Pyc.Cranaapr 15 9646 017 1015 -0.00061 2,91 445 445 575 575 161215 8875 200 USD BB-/Ba2/BB
Pyc.Cranpapt 16 9816  0.12 1028 -0.00036 353 454 452 585 605  01.1216 9.750 200 USD BB-/Ba2/BB
Cepbati 11 99.68  0.11 601 299 376 %5 25 157 180 141111 5930 750 USD - IA2/BBB+
CGep6ank 13 10115 0.12 624 257 482 39 38 173 173 150513 6480 500 USD ~ IA2/BBB+
Cbepbati 15 100.18  0.041 6.15 -0.00018 234 50 51 178 174 110215 6230 1000 USD -~ IA2/BBB+
CriasHBect 09 9975 023 999 110 213 436 437 562 560  21.1209 9.875 100 USD B-/B1/B-
TarchoHaGaHk 10 9919 015 1009 640 236 444 444 571 565 260410 9.750 200 USD - /B2 -
TpanckanuTan 10 97.48  0.066 1020 276 242 454 454 582 575  10.0510 9.125 175USD - [B1/ -
Tparckanuran 17 97.75 0.0 11.08 00000010 4.3 530 528 662 680  18.07.17 10.514 100 USD - /B2 -
Iga“'(pe“"'TEa”" 9811 0035 777 136 250 211 211 339 332  16.05.10 7.000 400 USD BB-/Ba3/
Tpact V16 09 96.98 -0.48 1086 266 192 5% 525 650 651 051009 9250 150 USD /- [B-
YPCA Bakk 08 101.35 -0.00073 785 066 073 238 236 312 316 19.0508 9.750 175 USD - /Ba3/B
YPCA Bakk 09 100.02  0.048 897 304 161 339 340 453 458 120509 9.000 351 USD - /Ba3/B
{12%’2/53“"” 10781 013 975 344 351 401 399 532 551 301211 12000 130 USD - 1Ba3/B
épgozfa”"” 9711 0.0079 893 017 353 - -~ 164111 8300 300 EUR - /Ba3/B
XK®B 08 (8.625%) 9943 -0.019 930 250 085 381 381 462 466  30.06.08 8625 275USD B/Bad/ -
XKOB 08 (9.125%) 99.78  -0.16 960 350 046 417 414 482 482 04.0208 9125 150 USD B/Ba3/ -
XK®B 10 9843 040 1008 175 235 443 444 571 564  11.0410 9.500 200 USD B/Ba3/ --

CLN

ABTOBAS 08 100.27 -0.069 805 104 065 250 257 330 333 200408 8500 250 USD oy oy
[loH Crpoit 10 101.35  0.00 878 0.000021 1.5 324 325 419 424 031110 10000 150 USD — /|
Wkrep PAO 08 100.02 -0.025 769 448 055 225 222 291 292 120308 7.750 150 USD ]
WpkyT 09 100.61  -0.31 784 203 153 26 227 337 342 100409 8250 125USD - [Batl -~
WCA 10 99.96 0.0 950 000010  0.10 413 408 497 496 230910 9.250 150 USD Sy
Mupakc 08 10121 0.00 737 107 051 194 191 258 260  27.0208 9700 100 USD - [B2/B
HyTputak 07 10050  0.00 862  -168 029 323 319 397 396  30.11.07 10500 100 USD Sy
CAHOC 08 100.00  0.00 871 0040 072 324 323 398 402 120508 8750 50 USD — i~
CAHOC 09 10060  0.00 757 0050 169 198 199 315 320 280509 7.950 100 USD Sy
ngrbumm 9998  0.00 729 036 013 192 187 274 274 021007 7250 90 USD =li=fl=
CY3K 08 100.47 -0.074 818 653 1.3 265 266 358 364 241008 8625 175USD Sy

Dypuer 09 100.00  0.00 10.34 -0.000051 0.24 495 491 573 573  07.11.09 10.500 75 USD o el




Kanenpapb

BnusHue Ha NMKBMAHOCTb,

[ata CobbiTne TG
15.08.2007  AykupoH no paameliermo OD3 46021 20000.0
Bbinnara kynota no obnurauusm O®3 46002 27824
Beinnata kynoHa no obnurauymsm 093 46020 22022
Beinnara kynoHa no obnurauusam O®3 46017 1695.2
Brinnarta kynoHa u noravwenue obnuraumit AVDKK-A 247.6
Bbinnara kynoa no obnurauusm PycCrana-6 242.3
Bbinnata kynoHa no obnurauumsm Fasnpom-4 204.9
Beinnara kynoHa no obnvrauuam MMB-2 97.2
Brinnata kynoHa no obnuraumsam AVDKK-9 94.4
Bbinnara kynota no obnurauusm Benropoackas 061.-3 418
Bbinnata kynota no obnuraumsm AVKK 17 (CLN) 372
Bbinnara kynoa no obnuraunsm Teepckas o6n.-4 35.1
Bbinnata kynoHa no obnuraumsm AsToBA3-2 15.0
Ynnata akum3os, ECH n cTpaxoBbIx B3HOCOB -
16.08.2007  AykumoHHoe fopa3smellenne OBP-2 BaHkom Poccum 20 000.0
AYKLMOH MO pa3MeLLieHM0 BTOPOTo Bbinycka obnurauui baHana-Mama 1500.0
Bbinnata kynoHa v norawenue obnurauuin HOMOC-baHk-6 839.9
Bbinnata kynoHa 1 noratuenue obnuraumit PTK-NusuHr-5 313.9
Bbinnata kynoxa no obnuraumsm TpaHcMall-2 1715
Beinnara kynoa no o6nurauusm CAH VHtep6pro-®GuHaHc-2 159.6
Bbinnata kynoHa no obnuraumsm Pocbank-1 118.7
Bbinnara kynoa no o6nurauusm KpacHblit Boratbipb 109.7
Brinnata kynoHa no obnurauymsm Camap.o6n.-3 85.3
Bbinnara kynoa no obnurauusm HM3 um.Kysbmuta 65.8
Beinnata kynoa no obnuraumsm JOMO-GuHaHc-1 62.3
Beinnara kynoHa no obnvrauuam Akytus-6 49.9
Brinnata kynoHa no obnuraumsm Hukocxum-AHe-2 46.0
Bbinnara kynoa no obnurauusm Baxk HOK 08 (CLN) 29.3
Bbinnata kynoa no obnuraumsm banklMpoekt®uHaHe 15.6
Beinnara kynoHa no obnuraumam Ycrtb-lyra-1 14.8
Brinnata kynoHa no obnuraumsm bank Cnypr-1 11.5
Ocbepta Ha BbIKyn no obnurawim TpaHcaspo -
17.08.2007  Beinnata kynoHa no obnurauusm PycuHaHc-4 154.4
Bbinnara kynosa no obnurauusim Mocksa-43 126.0
Bbinnata kynoHa no obnuraumsm baHk3eHnT-2 84.1
Bbinnata kynoHa no obnurauusm Mukom-Maga-2 419
19.08.2007  Beinnata kynoHa v noraweHue obnuraumit Mockosckasi 06n.-3 42194
20.08.2007  Bobinnata kynoHa no obnuraumsm LITK-4 389.0
Odpepta Ha Bbikyn no obnurauum PTK-JnanHr-5 -
Ynnata HOC v Hanora Ha UropHbiIi 613Hec -
21.08.2007  Bbinnara kynoHa u noratuene obnuraywii 'pynna Komnanuit MAK-5 305.7
Beinnara kynoHa no o6nurausm TMK-3 198.2
Bbinnata kynoxa no obnuraumsm MockommepLaHk-2 125.6
Bbinnara kynoa no obnurauusm Bukropus-2 81.5
Brinnata kynoHa no obnuraumsm Moyta Poccun 12 75.0
Bbinnara kynoa no obnurauusm Otey.nekapcrea-2 66.4
Bbinnata kynoHa v ocpepta Ha Bbikyn no obnurauymsm M-UHoycTpus-1 61.1
Bbinnara kynoa no o6nurauusm Mupakc Mpynn-1 57.3
Brinnata kynoHa no obnuraumsm KOHuacTpym baHk-1 54.9
Bbinnara kynoHa no obnurauusm TatchoHabaHk-3 374
Bbinnata kynoxa no obnuraumsm Mutnasg ®ya Mpynn-1 312
Bbinnara kynoa no o6nurauusm ALIBK-MHBecT-2 -
OdpepTa Ha Bblkyn no obnurawum barkpoekTduHaHe -
I'Inal-mpyeMble BbIMYCKN

Bbinyck Cpok obpalueHus, net MOn?::Mé
15 aBrycta TpaHc®uH-M-2 5 1500.0
16 aBrycta BaHaHa-Mama-2 3 1500.0
2007 Asuabant-1 3 1000.0
2007 ABTOBA3-4 7 5000.0
2007 Arama Tpaiig-1 3 1000.0
2007 Apka-®uHaHc-1 5 1000.0
2007 baHaHa-Mama-2 3 1500.0
2007 BaHk ABaHrapz 3 1000.0
2007 Bank Poccuitckuin Kanutan 2 500.0
2007 Bark ConnaapHocTb-3 & 1500.0
2007 BKM-TTn3nHr ®uHaHc-1 3 1000.0
2007 BCP WHBect-1 B 5000.0
2007 BTB-InanHr-1 7 8000.0
2007 BynkaH ®uHaHC - 1000.0
2007 BeimnenKom-/HBecT-1 5 10 000.0
2007 BbimnenKom-/HBecT-2 B 5000.0
2007 [a3aHeproceTb-2 5 1500.0
2007 I'pynna JICP-2 - 2000.0
2007 [BTT-®uHanc-1 3 1000.0
2007 ArK-1 5 5000.0
2007 [oiye BaHk-1 5 3000.0
2007 EBPP-3 35 5000.0
2007 EkaTepuHByprckuit MsicokombuHaT 3 500.0
2007 Yenpopunoteka-1 3 1500.0
2007 XenpopunoTteka-2 4 2500.0
2007 3ancnbkombaHk 3 1500.0
2007 3epHoBas komnaHus HacTiowa-2 3 1000.0
2007 MBW-®uHaHe 3 1000.0
2007 ke 5 duranc-3 7 8000.0
2007 MHBecTKanutanbaHk-1 2 500.0
2007 VHBecTchepbaHk 35 1200.0
2007 KasaHb-4 3 2000.0
2007 Kamas-®uHaHc-3 5 6 500.0
2007 Kvposckas obnacte - 1500.0
2007 Knposckuin 3aBog-2 3 1500.0
2007 KT duHaHc-2 B 2000.0
2007 Komu-9 - 920.0
2007 KomuH-®uHanc-1 3 2500.0



2007 Kopnopauusi CTpoitmoHTax-1 3 1200.0
2007 KopToH-®uHaHc 3 1500.0
2007 KpacHospckuit kpait-4 5 5000.0
2007 KYXK-duHaHc-1 3 3000.0
2007 JInBu3-®uHaHc 3 600.0
2007 JI3Ketpoii-1 3 1500.0
2007 J19KcTpoir-2 3 2500.0
2007 M.O.P.E-lna3a-1 3 1000.0
2007 MBPP 5 3000.0
2007 MOM-BaHk-4 5 4000.0
2007 MIOM-BaHk-5 5 4000.0
2007 MexnpombaHk-1 10 3000.0
2007 MWA-4 8 2000.0
2007 MuHepanbHble yaobpeHus - 950.0
2007 Mwp-PuHaHc-2 5 3000.0
2007 MWsKOSHOBCKII MSICOKOMOMHAT-2 5 2000.0
2007 MocuHxcTpoit 3 3000.0
2007 Mocksa-41 - 6621.7
2007 Mocksa-45 - 15000.0
2007 Mocksa-46 - 10 000.0
2007 MockoBckas nuanHroBas KomMnaHms 3 550.0
2007 MockoBckas obnactHas MHBECTULIMOHHAS TpacToBas KOMNaHUs-2 4 4.000.0
2007 MockoBckas TonnmsHas komnaHus - 750.0
2007 Mocobnras-1 4 2500.0
2007 HwxHe-TeHckoe-VHBecT-3 5 1000.0
2007 HoBas nepeBo3oyHas komnaHus PrHaHc - 1500.0
2007 HoBocnbupck-4 5-7 1500.0
2007 Hoprras-®uHaHc-2 2 1800.0
2007 HIMO Caryph-3 7 3500.0
2007 HTC-1 3 1000.0
2007 HOK-Bank 3 1.000.0
2007 OrK-6-2 5 3200.0
2007 O'Keit-®uHaHc 3 2000.0
2007 leH3eHckas obnactb-2 3 1000.0
2007 [MepBbiit pecnybnukaHckmii 6aHk-1 3 700.0
2007 MnsoBapHs Mocksa-Adec-1 3 6000.0
2007 lnsosapHs Mocksa-Adec-2 4 3000.0
2007 3B Nuannr-2 B 500.0
2007 PeanTakc-tpuHaHc-1 3 1500.0
2007 Peneccanc Kanutan baHk-2 4 3000.0
2007 Peneccanc Kanutan baHk-3 4 4000.0
2007 PWIpynn-2 B 1500.0
2007 PoccenbxosbaHk-4 10 10 000.0
2007 Poc-®urarc 3 3000.0
2007 PycHedTb-2 5 7000.0
2007 PycHedTb-3 7 7000.0
2007 Pycckoe mope (HoruHck) 5 2000.0
2007 CaHBait-Ipyn-2 4 1500.0
2007 Capatos - 600.0
2007 Casi3b-baHk-1 4 2000.0
2007 CubakagemnHeecT-1 3 1000.0
2007 CwnbakageMuHBeCT-2 6 2000.0
2007 Cubupckuin Beper-®uHaHc-1 5 1500.0
2007 Copyc Kanutan-2 4 1500.0
2007 CrpoittpaHcras-3 5 5000.0
2007 T[ Mepekpectok - 9000.0
2007 TuHbkothh-MHBECT 3 1000.0
2007 YPCA BaHk-7 5 5000.0
2007 YPCA BaHk-8 7 10 000.0
2007 XKoB-5 5 4.000.0
2007 LieHtp-Kanutan 2 1000.0
2007 OHeproveHTp-1 3 3000.0
2007 OdhnpHoe-2 4 1500.0
KnrouyeBble foxogHOCTH py6GneBbix obnuraunmn
YpoBeHb foXxoaHOCTH Ha KpuBon OP3
1rog 5.36% 5.48% 5.60% 03 25058 30.04.2008 4.97% 0.70
2ropa 5.72% 5.73% 5.93% 093 25060 29.04.2009 5.65% 1.64
3 ropa 5.93% 5.88% 6.14% 03 25057 20.01.2010 5.89% 2.25
4ropa 6.07% 5.98% 6.31% 093 25059 19.01.2011 6.02% 3.12
5 net 6.19% 6.06% 6.42% 013 26198 02.11.2012 6.22% 443
6 net 6.28% 6.13% 6.51% 003 46017 03.08.2016 6.36% 6.26
7 net 6.36% 6.18% 6.56% 03 46014 29.08.2018 6.25% 4.96
8 net 6.40% 6.23% 6.59% 03 46018 24.11.2021 6.48% 8.40
9 net 6.41% 6.28% 6.60% 013 46020 06.02.2036 6.83% 12.4
10 net 6.42% 6.33% 6.61%
11 net 6.43% 6.35% 6.61%
12 net 6.46% 6.40% 6.61%
13 net 6.53% 6.47% 6.63%
14 net 6.65% 6.57% 6.67%
YPOBeHb AOXOAHOCTU HA MOCKOBCKOU KpUBOU

1rog 5.41% 5.51% 5.64% Moc-40 26.10.2007 3.89% 0.20
2 ropa 5.72% 5.72% 6.05% Moc-29 05.06.2008 5.27% 0.79
3roga 5.89% 5.84% 6.32% Moc-36 16.12.2008 5.76% 1.27
4ropa 6.05% 5.96% 6.50% Moc-47 28.04.2009 5.80% 1.59
5 net 6.20% 6.08% 6.60% Moc-41 30.07.2010 5.95% 2.66
6 net 6.31% 6.20% 6.65% Moc-38 26.12.2010 6.04% 2,94
7 net 6.38% 6.32% 6.68% Moc-39 21.07.2014 6.31% 5.42

Moc-44 24.06.2015 6.35% 5.93
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© 2007 3AO «PeHeccaHc Kanutan» (goanee «PK»). Bce npaBa 3awuweHbl. Hactosiwasi nybrnvkaumsi HOCUT UCKMIOYUTENBHO
MHPOPMAaLMOHHBIN XapaKTep U He SABNSETCHA NPeANoXEeHNEM O NPOAaXe WU MOMNbITKON o CTOPOHbI PK KynuTb unu npogats kakue-nnbo
LueHHble Oymaru, Ha KoTopble B MNybrukauum MOXeT cofepXaTbCsi CCblka, WNM NPeAoCTaBUTb Kakue-mmbo WHBECTULMOHHbIE
pekoMeHaauuMm unu ycnyru. Takve npennoxeHnss MoryT OblTb caenaHbl WUCKIOYUTENbHO B COOTBETCTBUM C  MPUMEHUMbIM
3aKkoHoAaTenbCTBOM. [MpoLunas 4OXO4HOCTb He SBMSieTCA nokasaTenemM AOXOOHOCTU MHBeCTUUMI B Byaywem. Hactosawasa nybnvkauums
OCHOBaHa Ha MHgopMaLMK, KOTOPYH Mbl CYMTAEM HaOEXHOWN, OOHaKO Mbl He YTBEPXAaeM, YTO BCe NpuBeaeHHble cBeaeHns abcontoTHO
TOYHbl. Mbl HE Hecem OTBETCTBEHHOCTM 3a WCMONb30BaHWE KIMeHTaMu MHdopMauuu, copaepxallencs B HacTosiwen nybnukauum, a
Takke 3a onepauuun C LeHHbIMW Bymaramu, ynomuHawwmmmcs B Hel. Mbl He GepeM Ha cebsi 06a3aTenbCTBO perynsipHo 0GHOBNATL
MHOPMaLIo, KOTOPas COAEPXKUTCS B HACTOSILLEN nNybnukauum unu ncnpaensaTe BO3MOXHblE HeTouHocTU. PK u ero acddunmpoBaHHbie
nvua, aupekTopa, NapTHepbl U COTPYAHWKW, B TOM YUCe nuua, y4acTByHLME B NOATOTOBKE U BbIMyCKe 3TOro MaTtepuana, UMetoT npaBo
nokynaTtb M npogaBaTb YNOMUHAKOLWMECH B maTepuarne LUeHHble Bymarn u npov3BOAHble MHCTPYMEHTbI OT HMX. Ha ueHHble Gymaru
HOMWHMPOBaHHbIE B MHOCTPAHHOW BamnoTe MOryT OKa3blBaTb BNUsHUE OOMeHHbIe KypCbhl BanioT, U3MEHEHWE KOTOPbIX MOXET Bbl3BaTb
CHWXEHWEe CTOMMOCTU WHBECTULMIA B 3TW akTuBbl. /IHBeCTMpoOBaHWe B pOCCUWACKME LeHHble Gymarn HeceT 3HaYMTEnbHbIA PUCK U
MHBECTOPbI JOJKHbI MPOBOANTL COGCTBEHHOE UCCNEef0BaHNE HALEXHOCTU AMUTEHTOB.

3AO «PeHeccaHc Kanutan» obrnagaeTt cnefylowmyMy nNyuueH3MsaMm npodeccnoHanbHOoro y4acTHUKa pbiHka LeHHbIX Bymar Poccuickon
depepauuu:

Opokepckast AeATenbHOCTb - NuueH3ns ot 12.07.2001 r. Ne177-05370-100000
aunepckas geatenbHocTb - nnueHsnsa ot 12.07.2001 r. Ne177-05386-010000
aenosvTapHasi 4esTenbHOCTb - nuueH3ns ot 11.07.2001 r. Ne177-05399-000100

PackpbiTne nHcpopmauum

MNoaTBepxaeHne aHanMTMKOB U OTKa3 OT OTBETCTBEHHOCTU

HacToswmiz oT4eT NOAroToBNEH aHanMTMKOM (aMu), Ybe UMSA (YbM MMeHa) yka3aHo (bl) Ha TUTYNIbHOM NMCTE HaCTOSILLEro oTyeTa C
Luenbio NpeaocTaBneHnsl CNpaBOYHOM WMHAOPMaUMM O KOMMaHUW UnM KomMnaHusx (cobupatenbHo «KomnaHuusi») M LeHHbIX Bymar,
ABMALLMXCH MPeAMeTaMn HacToslero otyeta. Kaxapil aHanvuTuk NOATBEpXKAaeT, YTO BCE MO3MLMU, U3MOXEHHble B HacTosALEeM
oTyeTe B OTHOLUEHWWN KaKOW-NMBO LieHHOM Bymaru vnu aMWUTEeHTa, TOYHO OTpaxaloT NUYHble B3rNsSAbl 3TOr0 aHanuTUKa KacaTenbHO
noboro aHanM3npyemMoro aMmMTeHTa/LeHHon bymaru.

Jlobble pekoMeHZauun WnM MHEHWs, NpeacTaBlieHHble B HACTOSILLEM OTYETe, SIBMSTCA CY)XOEHMEM Ha MOMEHT nybnvkauuu
HacTosiero otyeta. Hactoawmin otyeT Obln MogrotoBrieH HesaBucumo OT KomnaHum, v niobble pekoMeHZauum WM MHEHUs),
NnpeAcTaBrieHHbIE B HACTOSILLEM OTYETE, OTPaXaT UCKIOYUTENBHO TOYKY 3peHus aHanuTuka. Mpu Bceli 0CTOpPOXHOCTU, cobroaaemon
ansa obecneyeHuss TOYHOCTU MUBMOXKEHHbIX (DAKTOB, CMPABEANIMBOCTM U KOPPEKTHOCTU NMPEACTaBIEHHbIX PEKOMEHOAUNUA U MHEHWUA, HU
oaMH U3 aHanuTukoB, KomnaHusa, ee AuMpekTopa v COTPYAHWKM HE yCTaHaBnuBanu NOANMHHOCTbL COAEpXaHWs HaCcTOsILLEero oTyeTa u,
COOTBETCTBEHHO, HU OAMH M3 aHanuTukoB, KomnaHusl, ee OMpEKTOpa W COTPYOHUKM HEe HEeCyT KakoW-nnbo OTBETCTBEHHOCTM 3a
coAepXXaHne HacTosILLEero oTyeTa, B CBA3M C YeM MHOpMaLWs, NPeAcTaBneHHas B HacCTOsILLEM OTYETE, HE MOXET CHMTAaTbCA TOYHOWM,
cnpaBeasiMBoi U NOSHOMN.

Hun ogHO nNnuo He HeceT kakon-NnMbo OTBETCTBEHHOCTM 3a Kakue-nvbo noTepu, BO3HMKLLME B pe3ynbTare Kakoro-nmbo Mcrnonb3oBaHust
HaCTOSILLEro oTYeTa WM ero coAepXxaHusi, Mo BO3HUKLIME B KaKOW-NIMGO CBA3KM C HACTOSILMM OT4eToM. Kaxabli aHanuTuk wu/wunm
CBSi3aHHbIE C HUMW Nl MOT NPeanpuHSATL OEACTBUSI B COOTBETCTBUM NGO MCMoNb3oBaTh MHOpMaLIMIO, COAepXKaLLytoCcsl B HAaCTOsILLEM
oTYeTe, a Takke pe3ynbTaTbl aHanUTUYeCKoW paboTbl, HA OCHOBAHUWM KOTOPbIX COCTaBMEH HACTOSILLMIA OTYET, A0 ero nybnukauum.
MHdopmaums, npeactaBrneHHas B HACTOSALWEM AOKYMEHTE, HE MOXET CIY>XUTb OCHOBaHWEM ANt NPUHATUS MHBECTULMOHHBIX peLUeHni
nobbiM ero nonyyaTeneMm MM MHbIM NULOM B OTHOLUEHUM LEeHHbIX Bymar Komnanun. HacTosilmin oT4eT He SBNSeTCs OLEHKOW
ctoumocTn busHeca KomnaHun, ee akTMBOB NMOO LEHHbIX Bymar ans uenew, npegyCMOTPEHHbIX 3akoHoaaTenbCTBOM Poccuiickon
depepauum n nHbIx ctpad CHI B chepe AeATenbHOCTM NO OLEHKE CTOMMOCTH.

Kaxabln aHanTUK NOATBEPXAAET, YTO HMKaKas YacTb NOSyYeHHOro Bo3HarpaxaeHus He Gbina, He SBnseTcA U He ByaeT cBsizaHa NpsSIMO
MINN KOCBEHHO C onpedeneHHON pekomeHaauunen (SMu) UM MHeHvem (siMu), NpeacTaBfeHHbIMU B AaHHOM oTyeTe. BosHarpaxaeHue
aHanuMTMKaM OnpefenseTca B 3aBMCUMOCTM OT [OEATeNbHOCTU W YCNyr, HanpaBfieHHbIX Ha obecneyeHve BbIrOAbI WHBECTOpPaM,
aBnsowmmest knueHtammn Renaissance Securities (Cyprus) Limited, RenCap Securities, Inc., Renaissance Capital Limited, a Takxe
goyepHux komnaHum («®dupmar). Kak u Bce coTpygHukM OupMbl, aHanuTUKM MOMyyYalT BO3HarpaxgeHne B 3aBUCUMOCTM OT
peHTabenbHOCTN AeaTenbHoCTY PUPMbI, KOTOpas BKMOYAET BbIPYYKYy OT BEAEHUS MPOYMX BWAOB AEATENbHOCTU MNOApPa3feneHnsaMu
drpmbl.

Kaxabin aHanutuk, adunmpoBaHHble KOMMNaHUM Mbo uHble Nuua SIBASIOTCS UM MOTYT SIBAATLCA YNeHaMu rpynnbl aHaeppanTepos B
OTHOLLEHWM MpeAnaraemblX K Mpogaxe LeHHbIx Gymar Komnawun. Kaxgbll aHanuTvk mMmeeT npaso B Oydyliem yyacTBoBaTb B
ny6aMYHOM Bbinycke LieHHbIX 6ymar Komnanum.



